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HOBOCTU BKPATLE

IOTK (B/B1/NR) — BTB oTkpoeT Ansl KOMNaHuu ABe KpeAWTHble NuHuv no 1 mnpg pyo.
kaxxgas nop 14,44% wn 14,52% ropoebix (Finam Bonds). Takum obpasom, FOTK npogon-
XaeT ycnewHo npuenekaTb uHaHcupoBaHue B 6aHkax — paHee baHvk Mockebl npegoc-
TaBUN AMUTEHTY KpeaWUTHY0 nNuHuio obbemom 1 mnpa py6. Puckm pedmHaHcupoBaHms
ansa IOTK Mbl oueHuBaeM Kak HeBbICOKME, HECMOTps Ha 6onee cnabbiin KpeauUTHBIN NPo-
vnb komnaHum B cpaBHeHumn ¢ apyrumn MPK. Ob6paliatoumecs HU3KoNnkemMaHble obnu-
raunm KOTK, Ha Haw B3rnsag, He NPeACcTaBnsAOT UHTepeca AN MHBECTOPOB. B Toxe Bpe-
MS Mbl PEeKOMEeHAYeM CeauTb 3a HOBbIMM BbiNyckamn amuTeHTa — Bckope FOTK moxeT
npeanoxuTb pbiHKY Gupxesble obnuraumm Ha 3 mnpg py6. Cpean obnwraumin MPK
B HacTosillee Bpems Mbl npegnoyntaeM Hawbonee HepooueHeHHble [danbcBA3b-5
(YTP12,5%) n C3T-6.(YTP12,3%).
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TOProBbIE UAEU

<+  PybneBble obnuraumm Ka4ecTBEHHbIX AMUTEHTOB NMpUBMeKaTesbHbl ANs MOKynky Npu cnpene K cTae-
kam PENO 6onee 450 6.n. Cpegu Takmx obnuraumii — cpegHecpoyHblie Bbinycku OP3, MNasnpom-
13, PXKO-10, MMop-62, MINop-63, a Tarke JanbcBsasb-5, C3T-6, MTC-5, JIK Ypancn6-2.

< MeHbluel BOoNaTUNbLHOCTK Ha rnobanbHbIX pbiHkax OyayT noasepxeHbl eBpoobnuraunm Hesbl-
COKOW Aropaunm, TOPryroLwmnecs ¢ WMPOKUM CnpedoM K cyBepeHHol kpusol (6onee 600 6.n.), B
yactHocTu Russian Standard Bank’10, a Takke cybopanHupoBaHHble Bbinycku Anbda-baHka
n baHka Mockabl.

< Beinyckn URSA’MOE 1 URSA’11 BbIrmaasaT npuBnekatenbHO Npu TEKYLLEM MOMOXUTENbHOM
cnpege K kpusou goxogHocten MAM-6aHka.

<  EBpoobnurauum EBpa3sa, CeBepctanu, EuroChem’12 BbIrnsasaT HeQoOOLIEHEHHBIMU B CPABHEHUN
C pybneBbIMM NPOLIEHTHBIMI CTaBKaMM, CKOPPEKTUPOBAHHLIMU Ha CTOMMOCTb BantoTHbIX NDF.

RUSSIAN INFORMER

HoBocTu U KOMMeHTapum, oTHOCSLLMECS K PbIHKY akuui, CM. B HalleM exenHeB-
HoMm usgaHum Russian Informer.

OPUHAHCOBAS KOPMOPALIUA «YPAJICUB»

TenedoH 7 (495) 788-0888
Beb6-canrt www.uralsibcap.ru
AHanuUTUKun research@uralsib.ru

OTpen npopgax sales@uralsib.ru
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Crparerusa

BHEWHMMA PbIHOK

PbIHKM aKuMM HaYanum Hepgenw «3a 3apaBve»

AKUMM UrHOPUPOBanNu HeraTMB U BbIPOCIM Ha NO3uTUBE. Yapyyatolme no-
kasatenu 6espaboTtuubl B CLUA, onyGnukoBaHHble B MATHWULY, U OCTOPOXHbIE
KOMMEHTapUW, C KOTOPbIMU B TeYEHWE BbIXOAHbLIX BbLICTYMUIO MHOXECTBO KO-
pudeeB pbiHKa, BYepa YTpoM NoGyamnv MHBECTOPOB Ha asnaTckux U eBpornen-
CKMX pbIHKax 3aHATb HelTpasbHyo Nno3vumio. TemM He MeHee JaHHble ISM o ae-
NOBON aKTMBHOCTM B cekTope ycnyr CLUA (pocT nokasaTensi npesbiCUn
MPOrHO3bl 3KCMEepPTOB) M ONTUMUCTUYECKME OXMOAHWUS PbiHKA OTHOCUTENBHO
NpuGkINein aMepuKkaHCK1X KOMMNaHuii B NpeaaBepun CTapTyIOLWEro Ha 3ToW He-
Jene cesoHa nybnuvkauum oTyeTHocTW 3a Il kBapTan, NOCNYXWNW CTUMYJIOM
ANs 3HePruyYHOTo ABUXEHNUS BBEPX PLIHKOB aKLUUiA pa3BUTbIX CTPaH.

Hdonnap ctan xxepTBOW anneTuTa K pUcky. NonbITkn amepukaHcKon agMUHK-
CTpauuu 1 pykoBOAUTENEWN OPYrux CTpaH «CEMEPKU» BOOXHYTb XW3Hb B OOM-
nap BYepa MOTEpPNenu OrnywuTenbHyo Heyaady. [Jonnap 3aBeplunn AeHb Ha
oTMeTke 1,465 no oTHoweHuto Kk eBpo npotus 1,458 B NATHWUY, a cerogHs yT-
pom onycTtuncs ewe Hwke — go 1,47. B yetsepr ELB, BeposiTHO, npeanpumeTt
elle ogHy nonbITKy 06paTutb 3TO ABMXEHME BCNATb. Ha pykax uHBECTOpPOB
CKOMUIOCh CIULLKOM MHOTO CBOOOAHbIX AEHET, TaK YTO XenaHue npoaaBaTh He
BO3HMKaET, a MpWUYMH ANns Toro, 4ToObl  BOCMOMb30BaTbCA CKONbKO-HUOYAb
OLLYTMMbIM MaJEHMEM pbIHKa AN MOKYNOK, XOoTb OoTOaBnan. B noHemenbHuk
amepuKaHcKkuin oHaoBoON pbIiHOK nogpoc Ha 1-1,5% nocne 4veTbipex OHen
CHWXKEHWsI, eBPOMENCKNEe PbIHKU akuui 3a AeHb BbIpocny B cpegHeM Ha 1%.
HedTsaHble dblovepcbl WTI pacyeTamm B Hosibpe Buepa KOTUPOBANUCh Bhbile
70 ponn./6app.

AoxopHoctu UST Tonuyrca Ha mecTte

HecmoTps Ha BOMHY ONTUMM3Ma, 3aXNECTHYBLUYIO BYEpPA MUPOBbLIE PbIHKW aK-
LM, LEeHOBbIE YPOBHW KasHaveWcknx obnuraumii B NOHeAENbHUK OCTanuchb Ha
YPOBHAX KOHLA MPOLIMOW Heaenu — [OXOAHOCTb OECATUNETHEN HOTbI MO-
npexHemy npebbiBana B6nun3m otmeTtkn YTM3,22%. OnpegeneHHyo nogaepx-
Ky Ka3Ha4yeMckuMm HOTaMm BYepa okasanu OTMWYHble pe3ynbTaTbl NpoLleaLlero
aykumoHa no 10-NeTHUM KasHayenckum Gymaram, 3alumLieHHbIM OT MHMAALMK
(TIPS), o6bemom 7 mnpa gonn. Kpome Toro, MHBECTOPLI MO-MPEXHEMY C OCTO-
POXHOCTbLIO OLEHUBAIOT NEePCNEKTUBLI MUPOBON SKOHOMMKM, YYMTbIBasI, YTO MO-
NOXWTenbHblE TEeHAEeHUMU, HabnoaaBwmnecs B NocnegHee BPeMsl, OCTalTcst
BECbMa HEYCTOMUMBBLIMU W MOKa He pacrnonaratT K Bbixody U3 6e3prcKoBbIX
akTnBoB. CerofHs cTapTyloT pasmMelwieHnss UST HOBbIX cepuii TekyLlelnn Hege-
NN, KOTOPbIE OTKPOET ayKUMOH NO TPEXIeTHUM HoTam ob6beMom 39 mMnpa Aons.

Russia 30 - ouepegHan ueHoOBasa NNaHKa B3ATa

Buepa gonrv passuBaloLLMXCS CTPaH MOMb30BanNMNChb MOBbILWEHHBLIM CMPOCOM Y
nokynaTenen B yCroBMUsX MOBBILEHNS CKITOHHOCTM K PUCKY, YTO BbIpasvroch B
OHEBHOM cyeHuu cnipega ungekca EMBI+ Ha 18 6.n. go 321 6.n. Poccwuiickue
bymaru B ovepefHov pa3 o6HOBMNU rogoBble LEHOBbIE BbICOTHI, 3aBEPLUMB NO-
HefenbHUK y oTMeTkM B 112% oT HOMUHana, 4To Ha 2 .M. Bbilwe, YeM B NSATHW-
uy. MatunetHme CDS Ha puck Poccum BYepa onyctunuck Huxe 200 6.n., a cy-
BEpeHHbIN cnpep cysunca Ha 32 6.n. go 235 6.n. B nepsom awenoHe

WU3menenue kpusoit NDF gonn./py6. — LIBOR
109 YTM, %

TNiopauysi, net é

MPEf. AeHb == jerionls) =1 MECSL

WcemouHuku: Bloomberg
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Hanbornee nukBnaHble bymaryn BYyepa nogopoxanu B cpegHem Ha 70-100 6.m.,
cpeau BbiMyCcKOB BTOPOro 3llefioHa Haubornee CylwecTBeHHbI LEHOBOW poCT
BYepa nokasan Bbinyck Vimpelcom’18 (+2,6 n.n.).

Cnpep URSA’11 - MDM’11: upesa cpaborana

B nyGnukaumm, nocesiLLEeHHON Hallen TOproeon maee (CM. crneumnanbHbIi KOM-
MeHTapun ot 11 ceHTabps), Mbl 06paTUIM BHMMaHUE Ha HEOBOCHOBAHHO LUK-
pokui cnpep, mexay Bbinyckamun espoobnurauui YPCA Banka u MOM BaHka,
KOTOpble Tenepb, NO CyTU, NPEACTaBnAlT coboM OaWMH KpeaUTHbIN puck obbe-
auHeHHoro MOM-baHka (B+/Ba2/BB-). C Toro BpeMeHn AOXOAHOCTb Bbinycka
URSA’11 cHusmnace npumepHo Ha 1 n.n., a ero cnpeg k Beinycky MDM’11 cy-
3unca co 160 6.n. go 100 6.n. YunTbiBas onpeaeneHHyo pasHuly B Atopaumu,
TeKyWwu cnped, No HawuM oueHkam, yxe 6rnvM3ok K CBOUM crpaseanvebiM
YPOBHSM, XOTS Mbl €LLe BUAVM HEKOTOPbIA noTeHuman ero cyxexus (20-30 6.n.).
CmaHucnas boxeHko, bozhenkosv@uralsib.ru

HKHX pencrByeT Ha onepexeHue

Mo coobweHunto NHTepdakca, komnaHus NKNH Finance npepnoxuna gepxa-
Tensm ceoux eBpoobnuraumin NKNH’15 HomuHanom 200 mnH gonn. obmeH Ha
HOBbIW BbIMyCcK HOMUHaNoM 120 mnH gonn. ¢ noraweHnem B 2012 r. 1 geHex-
Hble cpeacTBa B obbeme 90 mnH gonn. Mockoneky no Beinycky NKNH’15 B
koHue 2010 r. npucytctByeT odepTa B KoHUe 2010 r., aMUTEHT peLwumn AencT-
BOBaTb Ha ornepexeHune, NCnomnb3ys ynyylleHue pblIHOYHOW KOHBIOHKTYPbI ANs
YANUHEHWs Alopauuu gonra. Ycnouss obmeHa BbIrMsSAAT npuBriekaTenbHo,
YUnTbIBasA, YTO B HACTOSLLMI MOMEHT BbINyck TopryeTcs Ha 10 n.n. HUXe HoMu-
Hana. Buyepa koTtupoBku Bbinycka NKNH’15 Bbipocnu B LieHe Gonee yem Ha
2,5 n.n., 4to cooTBeTCTBYET AoxoaHocTn YTP11,85%.

HeHuc lNopsisall, poryvajdv@uralsib.ru

BHYTpeHHMM pbIHOK

Kop3uHa Bo3Bpaw,aeTcs B NPpMBbLIYHYIO KOMNeEKo

PocT ueH Ha HedbTb B Havarne Hegenu NpuBen K NaAeHUI0 cnpoca Ha BanioTy,
B pesynbTaTe 4ero cToMMocTb GrBantoTHOM kopauHbl LIB cHuamnack Ha 20 ko-
neek fo otmeTku 36,26 py6., a eBpo mogopoxan kK pybnio Ha 19 koneek Ao
43,86 py6. Ob6bem caenok Kynnu-npogaxu okasancsi YMEPEHHbIM, He MpPeBbl-
cuB 2,6 mMnp4 Oonn., npuyemM perynsatop He MpuHMMarn akTWBHOMO y4acTus B
Toprax. CTaBku no BanoTHbIM POpBapAHbIM KOHTPaKTaM CHU3UIUCHL elle Ha
50 6.n., B YacTHoCTH, cToMMocTb roguyHoro NDF coctaBnsieT nopsigka 9,1%.

HeypaBwasncsa koppekuus

Ha pbiHke pybneBbix obnuraumin LeHOBbIE NOTEPU, MOHECEHHbIE B KOHLIE MpO-
LMo Heaenu, 6bin NOMHOCTLI0 OTbirpaHbl. MpryMHBLI BO30OGHOBNEHMS cnipoca
Ha pybneBble WHCTPYMEHTbl — KaK HWU3KWE CTaBKW [AEHEXHOro pbiHKa (O4HO-
OHeBHble cTtaBkum PENMO He npeBbiwanu 6,5% roaoBbix), Tak U yKpenrneHue
py6ns. Ans 6onbwmHcTBa 6ymar nepsoro awenoHa otmeTka YTW12% asnser-
CSl BEPXHEN rpaHuuei No AOXOOHOCTU, KOTOpasi BCKOPE MOXET OMyCTUTbLCH Ha
200-300 6.n.

B nepBom awwernoHe Ha GonblUMX TOProBbiX 06OPOTax MOAOPOXaNW BbIMYCKM
Mlop-62 (+50 6.n.), PXKO-10 (+50 6.n.), Ml op-56 (+1 n.n.). Cpean BbinyckoB
BTOPOro 3llefioHa OTMEYEeH crnpoc Ha obnurauum «Tenekomo» — MTC-5
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(YTP12,04%) n A®K Cucrema-2 (YTP13%). MNokynkn npownu Takke B BbIMyc-
ke MPCK Hra-2 (YTP16,7%), otcytctBue kotoporo B cnucke PEMO LIB oby-
crosnuBaet ero cnpef B pa3mepe 200-300 6.1. kK OCTanbHbIM SHEPrETUYECKUM
Oymaram.

HoBbin kynoH PycCr-8

HoBas ctaska kynoHa no Bbinycky PycCT-8 HomuHanom 5 mnppg py6. ycraHos-
neHa Ha ypoBHe 14% rofoBbIX, YTO Ha 1 M.M. HWXe CTaBKWM TEKyLLEero KyrnoHa.
Mcxoasa ns ueHbl Bymar no HoMmHany nx JoxoAHocTb coctaBuT YTP14,49% «k
rogoson ogepte. HanomHum, 4To B xoAe npedbigywien odepTol (B OKTAOpe
MPOLUIIOro rofa) SMUTEHTY MPULLNOCH BbIKYNUTL C pbiHKa 96% Bbinycka. lMo-
BMAUMOMY, cenvac 6aHk nnaHmpyeT BepHyTb Bymarn o6paTHO B PbIHOK.

B HacTosAwmn momeHT B obpalyeHnm HaxoasTcs Bbinyckn PycCr-7 (YTP15% «
ogepTte 30 mapta 2010 r.) n PycCt-6 (YTP14,9% 17 deBpansa 2010 r.), koTo-
pble BkntoyeHbl B cnncok PEMO LIB 1 nmetoT kynoHbl Ha ypoBHe 15% rogoBbix.
OTK BbINYCKU BLIrMAAAT 6onee npmenekartensHo, Yem bymarn PycCT-8 ¢ HoBoOM
CTaBKOM KyrnoHa no ueHe HoMuHana. B ycnosusix cHuxkeHns o6bemoB notpebu-
TENbCKOro KpeaMTOBaHUSA SMUTEHT, CKOpee BCero, He cTaHeT npogasaTtb Oyma-
v Bbinycka PycCT-8 no ueHe Hwke HomuHana. Ha Haw B3rnsg, Boinyck PycCr-8,
kak n 6ymarn PycCT-5, BbIKynneHHble B XoAe npeabiayLiein odepTbl, OCTaHeT-
CS B pyKax aMUTEHTa.

HeHuc lNopsisall, poryvajdv@uralsib.ru
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KopnopartuBHbie cobbiTusa

BoivnenKom (BB+/BA2/NR)

Cpnenka ¢ Kueectapom nosmtuBHa
ANA KpegutHoro npodcdpuna Boimnenkoma

O6beauHeHne Boimnenkoma n KneBctap — KOHeL, KOH(hbNMKTAa aKLiMOHEPOB.
Buepa Altimo n Telenor 06bsBUNKN 0 TOM, YTO OOrOBOPUIIMCL 0ObEAMHUTL aK-
TMBbI MOOWMBHOW CBSA3M NOCPEeACTBOM KOHCONMUAALMU BeAyLLEro POCCUMCKOro
onepatopa BeimMnenkoma u KkpynHerilero onepaTopa COTOBOW CBS3U Ha YKpau-
He — KueBctapa. KoHconupauus 6yaeT ocyllecTerneHa B popme o6MeHa akuui
Boimnenkoma n KuneBctapa Ha akumm HOBOW, OObeAMHEHHOW komnaHuu Vi-
mpelCom Ltd, koTopbii gomkeH ObiTb 3aBeplueH k cepeamHe 2010 r. O6bean-
HEHHasi KOMNaHUs, Mo HaleMy MHEHUIO, COXPaHUT XapakTepHble Ans Beimnen-
KOMa BbICOKME CTaHAApPTbl KOPMOPATMBHOIO YNpaBneHus U UHAHCOBOWN
npo3payvHoctu. Y Telenor 6ynet 35% ronocoe akumoHepoB VimpelCom Ltd, y
Altimo — 44%. Npn TakoM COOTHOLLEHMUMN CUIT HOBblE KOHMIUKTBI MEXAY aKumo-
HepaMu, Ha Hall B3rnsa, MarioBepOsiTHbI.

CoObiTue GnaronpusiTHO C onepauuMoOHHOW TOYKUM 3peHusi. Mbl cumtaem
ob6beauHeHne Beivnenkoma n Kuesctapa 6onee yem o60CHOBaHHbLIM C onepa-
LUMOHHON TOYKM 3peHusi. Bo-nepBbix, OHO NMO3BONUT kKoHconuAamMpoBaTb B Kues-
cTap YKpauHCKWUiA COTOBbIN GU3Hec BbiMnenkoma, 0O CMX MOP HaxOA4MBLUMIACA
Ha rpaHn ybbiTovyHoCTU. MNMpucoeauHeHne onepauuii Knesctapa no3sonuT yee-
nnMunTb aboHeHTckyto 6a3y Beimnenkoma Ha 35% Ao 86 MnH, BbIpy4Ky — npu-
6nuanTtensHo Ha 20%, a EBITDA — Ha 30%. YuutbiBas 6onee BbICOKylO peHTa-
6enbHocTb KuescTapa, yem y Breimnenkoma (no utoram | nonyrogma 2009 r.
peHTabenbHocTb Nno EBITDA neporo cocraensina 59%, Broporo — 49%), KOH-
conupaumnsa Kuesctapa No3uTUBHO ckaxeTcs Ha peHTabenbHocT VimpelCom
Ltd. Bonee Toro, yny4waTtca 6anaHcoBble NnokasaTeny BeimnenkomMa, nockonb-
Ky y KneBctapa nonoxutensHas geHexHas no3uvuusi, a y BeiMnenkoma 3Hayu-
TenbHbIN 06bEM uncToro gonra — 6,3 mnpg gonn. HakoHeu, nockonbky Knes-
cTap — BbicOKOpeHTabenbHbI onepaTop ¢ Hopmon EBITDA Ha ypoBHe 60%,
HOBbIN onepaTtop byneTt obnagaTe 6onee 3HaAUMTENbHBLIM MOTEHLUANOM reHe-
pYpOBaHWA LEHEXHbIX CPEACTB U BbiNnaTthl AMBMAEHOOB, YeM Bbimnenkom kak
oTAENbHasa KOMMNaHWs.

BaHku-kpeauTopbl BbiMnenkoMa MoryT npeano4yecTb BOCMOMb30BaThLCA
BO3MOXHOCTbI AOCPOYHO Moracutb AONr. B Hawem BYyepallHEM KOMMEH-
Tapun Mbl OLLMGOYHO NPEeAnonoXuUnK, YTo 0bbeanHeHe Buimnenkoma u Knes-
CTapa Ha 6a3e HOBOIO OPUOMYECKOTO NULA He JaeT AepxaTtensM eBpoobnuvra-
umMin BbiMnenkoma npaea TpebGoBaTb OT 3MUTEHTA [AOCPOYHOrO MoralleHus
6ymar, — faeT. Kak Buyepa noatsepaun reHavMpekTop Beimnenkoma AnekcaHop
Top6Gaxos, hopMarbHO BCe KPeAMTOPLI MMEeoT NpaBo NpeabsBUTb JONMM K No-
raweHuio. OgHako yunTbiBasi, YTo Bce obpaluarolmecs BbiNycku eBpoobnura-
UM BbiMnenkoMa ceryac KOTUPYIOTCA Bbille HOMWHANbHOW CTOMMOCTU, O4e-
BMOHO, YTO [gepxaTtensiM Oymar HeT CMbicna Mofb3oBaThbCA MNOA0GHLIM
onumoHoM. Ha gepxateneit pybneBbix 60HAOB KOMMNaHUK, KOTOPbIE BbIMYLLEHbI
yepe3 SPV, BO3MOXHOCTb TpeboBaTb AOCPOYHOro MoralleHusl Jonra He pac-
npocTpaHsieTcs (Bbinyck BeimnenkoM-UHBecT-1 ceilyac KOTUPYeTCs HECKOSb-
KO HVKe HOMUHamNbHOM cToMMocTi). TopbaxoB NOATBEPAMII, YTO HE BULUT Xe-
naHua KpeguTopoB Bbimnenkoma n3GaBnsTbcs OT gonra. B To e Bpemsi Mbl
XOTUM OTMETUTb, YTO TeopeTnyeckasi BO3MOXHOCTb 3TOrO CyLLECTBYET, U3 Yero
crnegyeT pUCK, YTO HEKoTopble BaHKWU-KpeauTopbl BbiMnenkoma Kk MOMEHTY 3a-
KpbITUSI cOernku NpeanoyTyT BOCMONb30BaTLCSA OMUMOHOM UMK Ke, NO KparnHen
Mepe, MocTaparTcsl ynyylwuTb Ans ceGs YCroBus KpeOWUTHbIX COrnallueHui.
Mpn 3TOM BbICOKOE KpeAMTHOe kayecTBO BbiMnernkoma onpeneneHHo OOIHKHO
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NMOMOYb KOMMaHWM JOCTUYb JOFOBOPEHHOCTEN C KpeauTopamu. HanomHuMm, 4to
obwuin 6aHkoBCckuin gonr Beimnenkoma Ha cepenuHy 2009 r. coctaBnsan nopsa-
Ka 4 mnpg gonn.

CmaHucnas boxeHko, bozhenkosv@uralsib.ru

reynna YepknsoBo (NR)

Adonroeasn Harpy3kKka CHuM>XaeTtcsa

Onyb6nukoBaHa oryerHocts no US GAAP
3a I nonyrogmne 2009 r.

Poct peHTtabensHocTv no EBITDA 3a cuyeT pocta Npogax... Buepa Mpynna
YepkunsoBo onybnukoBana AOCTaTOYMHO MO3MTUBHYK (DUHAHCOBYIO OTYETHOCTb
no US GAAP 3a | nonyrogne 2009 r., oTpasMBLUYD CMOCOOHOCTb KOMMAHWK
KOHTpONMpoBaTb pacxodbl M CBOEBPEMEHHO ObcCnyxuBaTb Aonru. Beipydka
Yepknsoso B pybneBom BbipaxeHun yBenuuunace Ha 14,5% o 15,2 mnpa py6.
— KaK NoA BIUSHNEM yBENUYEHUst n3n4eckoro odobema nNpoaax B KIOYEBbIX
ONnS rpynnbl cermeHTax (MTULEBOACTBO M CBMHOBOACTBO), Tak U BBMOY pocTa
OTNyCKHbIX LeH. OgHako B pesynbTaTte u3aMeHeHuss 0OMEHHOro Kypca BbIpyyka
rpynnbl B 4ONNapoBOM BbipaXeHun cokpaTtunack Ha 17,1% no 459 mnH gonn.

... KOHTpONA 3a pacxofamW. 3a cyeT KeCTKOro KOHTPONs 3a onepauyvoHHbIMU
pacxofgamu, KoTopble B pyGNeBOM BbIPaXKEHUN HE U3MEHUINCb OTHOCUTENBHO
| nonyrogusa 2008 r., a B AONIapOBOM BbIPaXXeHUN CHU3UNIUCL Ha 28%, EBITDA
pynnel yBenuunnack Ha 10% go 80 mnH gonn., a Hopma EBITDA Bo3pocna Ha
4,3 n.n. po 17,5%. Hanbonbwun Bknag (73,5%) B EBITDA BHec cermMmeHT ntu-
ueBofcTea, ewe 25,5% npuLInock Ha JOM0 CerMeHTa CBMHOBOACTBA, KOTOPbINA
Takke SBMSETCA M CaMbiM peHTabenbHbIM noapasfaeneHuem rpynnbl (Hopma
EBITDA 40%). Yuctas npubbinb Yepkmsoso ysenuuunack Ha 38,7%, coctasue 50
MIH gonn. B pybnesom BbipaxkeHun pocT 6bin ewe 6onee Bnevatnsaowmm — 92%.

061bem gonra coKkpallaeTcsi, 0GHaKO NO-NpeXHeMy OCTaeTCA 3HAYUTENbHbIM.
O6beM umuctoro gonra KomnaHum Ha koHew, | monyrogus coctaensn 436 mnH
[onn. n 6bin NpeacTaBneH NPeuMyLLEeCTBEHHO pyGneBbIMYM 3aUMCTBOBaHUSMNA,
NnpuBMeYeHHbIMY B Buae KpeauTtHbix nuHui. C Havana roga pynna cokpatuna
obbeM uncTon 3aJormKkeHHOCTM B pybnesom akeBuaneHte Ha 10%. [onrosas
Harpyska, BblpaXeHHas oTHoweHnem Yuctein ponr/EBITDA cokpatunach
¢ 3,4 Ha Havano roga A0 BMOMHE YMEpPEHHOro nokasartenst — 2,7. OgHako, He-
CMOTpS Ha yny4lweHune, obwuii o6bem gonra no-npexHeMy ocTaeTcs CylecT-
BEHHbIM — 458 MrnH gonn., ocobeHHO Ha oHe oTpuLUaTENbHbIX YNCTBIX AEHEX-
HbIX NOTOKOB (28,3 MnH gonn. B | nonyrogun). Tem He MeHee rpynna nokasana
Hennoxve pesynbTaTbl ONepaLMoHHON OeATENbHOCTU: ONEePaLNOHHbBIN AEeHEX-
HbI MOTOK cocTaBun 92 MMH AOMM. U MOCTYNSIEHUS OT HEro No3BOMUIN ew
npocmHaHcupoBaTh KanuTanbHble 3aTpaThl B pa3mepe 51,6 mnH gonn. OcHos-
HbIMW KpeauTopaMu rpynnbl ABASKOTCA KPYNHENLne rocyaapcTBeHHble 6aHkn —
C6epbaHk 1 MasnpombaHk. B cBA3M ¢ 3TMM Mbl Monaraem, YTo y KOMMNaHUN He
BO3HMKHET npobrnemM ¢ pedrHaHCMPOBaHUEM KpPaTKOCPOYHOro AOIra, KOTOPbIN
cocTtaengeT 124,5 mnH gonn. (Mpu 3anace AEHEeXHbIX CPeAcTB Ha banaHce B
pasmepe 21 MnH gonn.).

OGnuraumit Ha pbiHKe He 0CTanoChb. B uioHe Tekyllero roaa no BbiNycky o06nu-
raunii Yepkusoro-1 coctosinacb odhepTa, B pamkax KOTOPOW Bbinv BbIKYMMeHbI
oymarn Ha 1,3 mnpg py6. OcTaBwascsa vactb 3anma (0,7 mnpg pyb.) Takke
Obina BbIKynneHa 3aMUTEHTOM C OTKPbITOrO pbiHKa B heBpane-Mae HbIHELUHErO
roga. HecmoTps Ha TO YTO CTaBKka KyrnoHa no Bbinycky coctaenseT 17%, Bos3-
BpaLleHve 3aiMa Ha pbIHOK B Brivbkaille nepcnekTnee Bpsa v COCTOUTCS MO
NpUYMHE OTCYTCTBUA Y SMUTEHTA PENTUHTA, YTO HE MO3BOMSET BKIOYUTL 3aEpM
B cnvcok PEMO LB.

Cwm. Tabnuuy Ha cnegytoLlen cTpaHuue.
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OcHoBHbIe (hHacoBble nokasatenu Mpynnbl Yepku3oBo, MiH gonn.

US GAAP 2007 2008  IM2009 1M 2008 % namIro9/rnos

Bbipyuka 841 1166 459 554 (17.9)

EBITDA 116 153 80 73 101

Yuc Tas npubbinb 62 78 50 36 387
% vsM09/2008

CoBOKyMHbIA fonr 656 562 458 675 (18.6)

JleHexHble cpedcmea 17 50 21 27 (57.0)

Y Tbiit fonr 639 512 436 648 (14.9)

CoBeTBeHHbIN KarmTan 330 425 455 463 6.9

AKTUBbI 1187 1132 1047 1345 (7.5

KoaghpuyueHmsi

Hopma EBITDA (%) 138 13.1 175 132

EBITDA/Mpou,. pacx 6.2 6.7 95 46

Lonr/EBITDA 57 37 2.8 46

Yuc oIt fonr/EBITDA 56 3.4 2.7 44

[onr/Co6CcTBeHHbIR KanuTan 20 1.3 1.0 15

NemodHuku: OaHHble komnaHuu, oyeHkaYPATICUBa

Hadexda Mbipcukosa, myrsikovanv@uralsib.ru
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KaneHnpapb npeacroawmx cobbitum

6 oKTAGPS

8 oKTabps

9 oKTAbps
10 okTa6ps

11 okTa6ps
12 okTa6ps
13 okTa6ps

14 okTa6ps
15 okTa6ps

Odepta HOK-2 (0,4 mnpa py6.). Morawenne TypaHAnem ®uHaHc-1 (3 mnpg py6.). MNoraweHve BTB Kanutan-
2009 (500 mnH gonn.).

Morawenwne MNpynna Pasrynan, BO-2 (0,5 mnpg py6.). MNorawexve Mpynna Pasrynan, 60-6 (0,5 mnpa py6.).

Odepta ABTOBa36aHk-1 (0,8 mnipg py6.). OcbepTta Apkaga-3 (1,2 mnpg py6.). OcdepTta Poccenbxo3b6aHk-4 (10
mMnpa pyo6.).

Morawenne KOTK-3 (3,5 mnpa py6.). MoraweHne Anbcpa-BaHk-2009 (400 mnH gonn.). MNoraweHne EBpokom-
mepu-2009 (5 mnpg pyo.).

Morawenne BBPP-1 (0,575 mnpa py6.). Morawexne BaHk PeHeccanc Kanutan-2009-3 (1 mnpg pyo6.).
Morawenne TpaHcHedTenpoaykT-2009 (2,5 mnpa py6.).

Odpepta AUXKK-12 (7 mnpa py6.). Ocbepta AUXKK-13 (7 mnpa py6.). Ocdepta AUXKK-14 (7 mnpa py6.). OcepTta
AWXKK-15 (7 mnpg py6.). Odepta BTB 24-1 (6 mnpg py6.). MNMorawexne UHBecTkomnanua PYBUH-1 (1,2 mnpa
py6.). MorawweHwne MNMeH3eHckasa obnacTb-34001 (0,8 mnpg pyo.).

Morawenwne JNuneuk-25001 (0,3 mnpa py6.).
Odbepta XK® BaHk-4 (3 mnpza py6.).

KaneHpapb co6bITUM AEeHEXXHOro pbiHKa

07 okTabps

12 okTa6p4
13 okTa6ps
14 okTa6psa

15 okTa6ps
19 okTs6ps
20 okTs16psi
21 okTabps

26 oKTAbps

27 okTabps
28 okTs16psi

BaHku gomkHbl BepHyTb 30 Mnpa py6. MuHdguHy
BaHku gomxHbl BepHyTb 71,4 mnpa py6. LieHTpobaHky
Bessanorosble kpeanTbl LIB cpokom Ha 3 mecsaua
bessanorosble kpeauTsl LB cpokom Ha 5 Hepenb
BaHku gomkHbl BepHyTb 15 mnipa py6. LieHTpobaHky
BaHku JormkHbl BepHYTb 7 Mnpa py6. B dhoHa YKKX
Ynnata ECH u cTpaxoBbix B3HOCOB, 1/2 akuM30B
Bessanorosble kpeanTbl LIB cpokom Ha 5 Heaenb
Ynnata 1/3 HAC 3a Il keapTan 2009 r.

BaHkun gomkHbl BepHyTb 43,6 mnpa py6. LieHTpobaHky
BaHkn gormkHbl BepHyTb 50 mnpa py6. MuHduHy
BaHkun gormkHbl BepHYTb 6,9 mnpa py6. B dhoHa XKKX
Ynnara 1/2 akuusos, HAMA

beasanoroskie kpeanTbl LB cpokom Ha 1 roa
bessanoroskle kpeauTbl LB cpokom Ha 5 Heagenb
Ynnata Hanora Ha npubbinb

BaHku JormkHbl BepHYTb 28,7 Mnpg pyb. LieHTpobaHky
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Kanenpapsb ocdepr

OaTa Bbinyck O61bem Bbli- LleHa odpep- CrtaBka npeabl- HoBas ctaBka Data cneayiowen
odepTbl nycka, MrnH Tbl, % Aylero KynoHa, KynoHa, %  odepTbl / noraweHus
py6. %
06.10.09 HOK-2 400 100 15,5 155 30 centsGps 2010,
pecTpyKkTypu3aLus
ABTOBa3baHk-1 800 100 15,0 15,0 2 anpens 2010
09.10.09 AlK Apkaga-3 1200 100 17,0 - pecTpyKkTypu3auns
Poccenbxo3baHk-4 10000 100 9,75 11,5 7 okTa6pst 2011
AMXKK-12 7000 100 13,25 - 15 nekabps 2013
AMXKK-13 7000 100 13,25 - 15 anpens 2018
13.10.09 AMXKK-14 7000 100 13,25 - 15 mas 2023
AMXKK-15 7000 100 13,25 - 15 ceHTAGpsA 2028
BTBE 24-1 6000 100 9,75 11,5 5 okTs6psi 2011
15.10.09 XKo-4 3000 100 13,0 14,0 18 okTs16pst 2010
19.10.09 ALBK-NHBecT-3 1500 100 17,0 14,25 19 anpens 2010
o PenKan-2 3000 100 22,0 22,0 15 okTa6ps 2010
21.10.09 MocmapT-1 2000 100 17,0 0,01 20 okTsa6ps 2010
rpy““ac‘;ﬁf'je” 9 2000 100 20,0 - -
22.10.09 Cureprus-2 1200 100 10,7 10,7 22 wions 2010
MNA-4 2000 100 9,0 12,5 21 okTs6psi 2010
Barik Pycckun 5000 100 15,0 ; -
craHgapTt-8
23.10.09 M”””””T?'q’””a“c' 500 100 16,0 20,0 22 anpensi 2011
TKC BaHk-1 1005 100 18,0 - -
24.10.09 C”G“pz"gﬁe""""' 90USD 100 7,7 7,7 24 anpens 2011
MpomTpakTop- } }
27.10.09 OUHAHC-2 3000 100 10,75
YTns-3 8000 98 10,0 10,0 28 okTa6ps 2010
[a3aHeproceTb-2 1500 100 10,75 - -
29.10.09 MexnpombaHk-1 3000 100 12,65 12,65 30 pekabps 2009
PKuncoumnorexa- 1500 100 13,9 13,9 27 HosiBps 2009
dunHaHc-3
Kapart-2 500 100 21,0 21,0 22 pekabps 2009
HoBble Toprosble
30.10.09 cmctemMbl-1 1000 100 15,0 ) .
Paarynﬂvgd)MHch- 2000 100 14,5 ) }
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PbiHOK py6neBbIx obnuravuii

u

Boinyck 06bem, MIH KYSOH' Liexa obbem, wr Piop, R CekTop
% KynoHa | odepTbl othpt (ocH.+PTIC) nokynka | npopaxa || ocopT | nmoraw | Tekyw e FIMIS

KOPMOPATMBHbIE PYBNEBBIE OBNr ALK

=
3

TKoHTUH.02 7000 R 780 17.12.09 24.06.10, 14.06.12 9.0 32.8 100.00 26 167 90.00 95.50 7.72 3.89 0.65 TOproens
ABTOBA3063 5000 R 960 22.12.09 22.06.10 8.7 93.91 86.52 99.99 19.97 5.10 0.57 aBTONpOM
ABTOBA3064 5000 R 1850 24.11.09 27.05.10/ 20.05.14 8.0 56.3 98.80 96.50 101.60 | 21.32 9.34 0.49 aBTONpOM
AsToMUp®-2 2000 R 0.10 23.12.09 23.06.10 8.7 TOproens
Anaman®206 2000 R 16.00 19.11.09  19.11.09/ 20.05.10 2.0 76 90.00 CTPOUTENLCTBO
AMKK 1006 6000 R 8.05 15.11.09 15.11.18 110.9 82.00 | 0.40 40382 82.00 82.58 12.67 247 4.29 /A3/BBB (buHaHCbI
AMKK 1106 10000 R 820 15.12.09 15.09.20 133.3 79.99 5001 77.06 86.89 12.09 2.56 4.88 /A3/BBB (buHaHCbI
AMKK 206 1500 R 11.00  01.02.10 01.02.10 4.0 100.72 312000 100.05 101.40 8.80 5.50 0.30 /A3/BBB (buHaHCbI
AMKK 306 2250 R 940 15.10.09 15.10.10 125 95.83 14.55 247 0.85 /A3/BBB (buHaHCbI
AMKK 406 900 R 8.70 01.11.09 01.02.12 28.3 95.00 | -1.00 88.00 99.00 11.64 2.31 1.87 /A3/BBB (buHaHCbI
AMKK 506 2200 R 7.35 15.10.09 15.10.12 36.9 90.49 88.00 94.00 12.32 2.05 2.00 /A3/BBB (buHaHCbI
AMKK 606 2500 R 740 15.10.09 15.07.14 58.1 84.67 83.60 91.00 13.26 220 277 /A3/BBB (buHaHCbI
AMKK 706 4000 R 768 15.10.09 15.07.16 82.5 83.00 2042 82.15 84.49 12.80 2.33 3.59 /A3/BBB (buHaHCbI
AVDKK 806 5000 R 763 151209 15.03.14) 15.06.18 540 @ 1058 | 8450 | 0.50 1198 500 83.50 85.80 | 1362 225 | 280 JA3/BBB (UHaHCbI
AMKK 906 5000 R 749 15.11.09 15.02.17 89.7 82.33 | 0.08 82.25 83.49 12.83 229 3.58 /A3/BBB (buHaHCbI
AK BAPC-03 10000 R 1310 27.10.09  05.05.10/ 25.10.11 7.0 25.0 100.56 | -0.04 99.50 101.14 11.90 6.50 0.49 BB/Ba3/ GaHku

AK BAPC-04 5000 R 13.00  20.10.09 15.10.13 49.0 100.42 100.30 102.05 13.27 6.46 272 BB/Ba3/ GaHku
AKpOH-2 3500 R 1405 25.03.10 26.09.11) 19.09.13 24.0 482 cbipbe
Anbkop-01 1500 R 9.55  08.12.09 08.12.09 21 96.83 | -0.57 94.20 98.00 31.00 4.92 0.13 TOproens
AnbsHc-01 3000 R 14.00 17.03.10 14.09.11 23.6 98.40 75.02 98.39 15.53 710 1.52 cbipbe
Amypmet-02 2000 R 915 26.02.10 26.02.10 4.8 meTannyprus
Amypmet-03 3000 R 0.10  16.10.09 15.04.11 18.6 meTannyprus
Amypmet-07 6000 R 18.00 31.12.09 30.06.12 33.3 meTannyprus
Apkapa-03 1200 R 01.04.10  09.10.09/ 31.03.11 0.0 18.1 145 -0.01 11573 0.80 144 c/x
bantlHeb-1 1000 R 16.00 27.10.09  04.05.10/ 26.04.11 7.0 18.9 100.45 100.00 100.90 15.46 3.97 0.47 B3/ GaHku
BAHAHA-M-1 1000 R 12.00 23.10.09 23.10.09 0.6 TOproens
BAHAHA-M-2 1500 R 1150 11.02.10 12.08.10 104 TOproens
BankMock-1 10000 R 1064 29.01.10  06.08.10/ 29.07.11 10.0 221 99.87 10.81 5.31 0.73 BBB-/Baal/ GaHku
BankMock-2 10000 R 11.75 05.02.10 12.02.10/ 01.02.13 4.0 40.5 BBB-/Baal/ GaHku
BaHkCOH0302 2000 R 26.11.37 05.10.09 0.0 93.94 /Caal/B GaHku
BaHkCOH0303 2000 R 16.00 26.10.09  28.10.10/ 02.05.11 13.0 19.1 /Caal/B GaHku
BaHkCOH0304 3000 R 1490 17.02.10  22.02.10/ 23.02.11 5.0 16.9 /Caal/B GaHku
BapeHuesd1 800 R 20.00 04.01.10 04.07.11 21.2 103.98 1.05 18.46 4.80 1.28 notpe6. Tos
Baxetne-1 1000 R 16.00 18.11.09 24.11.09/ 19.05.10 2.0 75 TOproens
BalukupaH3s 1500 R 830 14.12.09 09.03.11 173 aHepreTuka
BenoH 02 2000 R 17.00 25.02.10 28.02.11) 23.02.12 17.0 29.0 99.00 | 2.00 10978 97.00 98.00 18.45 8.56 1.08 meTannyprus
Bendperar1 1000 R 20.00 17.12.09 17.12.09 24 9.99 7780 2.31 9.90 53.75 c/x
BpasepcK 1 500 R 15.00 25.12.09 25.12.09 2.7 96.00 94.00 98.00 37.26 3.90 0.16 yenyru
BaroHmau 2 1000 R 1550  16.12.09 15.12.10 145 98.87 70.01 98.00 17.20 7.82 0.93 MaLLMHOCTP.
BB/ MM 206 3000 R 9.00 16.12.09 15.12.10 145 99.20 8700 95.25 100.00 9.94 4.52 1.03 /Ba3/BB- notpe6. ToB.
BB/ MM 306 5000 R 15.00 03.03.10  03.09.10/ 27.02.13 11.0 414 103.18 103.15 104.00 1143 7.25 0.79 /Ba3/BB- notpe6. ToB.
BUA AVXK A 9440 R 850 15.12.09 15.03.40 370.6 100.03 8.69 212 10.20 A3/ (buHaHCbI
Busat-tuH1 1000 R 1210 20.10.09 20.04.10 6.6 112 TOproens
Buktopuad®2 1500 R 1089 16.02.10 16.02.10 45 97.00 | 0.50 472 97.01 97.50 20.57 5.60 0.30 TOproens
BK-MHeect1 10000 R 9.05 220110 26.01.10/ 19.07.13 4.0 46.1 99.38 7790 99.38 99.67 11.02 4.54 0.28 /Ba3/BB+ Tenekom
BK-MHBecT3 10000 R 1520 12.01.10 14.07.11] 08.07.14 22.0 57.9 106.40 51400 105.75 106.50 11.36 712 1.42 /Ba3/BB+ Tenekom
BnrTnkBT-2 3000 R 13.00 01.12.09 03.12.09, 30.11.10 2.0 14.0 99.73 99.21 100.25 14.66 6.50 0.14 BB-//BB- Tenekom
BnrTnkBT-3 2300 R 8,50 01.12.09 30.11.10 14.0 98.61 0.50 11.03 4.30 0.56 BB-//BB- Tenekom
BnrTnkBT-4 3000 R 12.00 08.12.09 11.03.11] 03.09.13 17.0 476 101.60 7185 100.00 11.15 2.94 1.19 BB-//BB- Tenekom
Boapoxa 01 3000 R 8.95 03.03.10 03.03.10 5.0 98.97 | 0.07 20010 98.50 99.40 11.89 4.51 0.36 /Ba3/B+ GaHku

BTB -5 06 15000 R 15.00 22.10.09 26.04.10, 17.10.13 7.0 491 103.32 | 0.07 108 256 103.04 103.32 8.80 3.62 0.49 BBB/Baa1/BBB | GaHku

BTb - 6 06 15000 R 1325 14.10.09 16.07.10/ 06.07.16 9.0 82.2 103.12 | 0.07 248 000 102.96 103.27 9.26 3.20 0.67 BBB/Baa1/BBB | GaHku
BTb24 01 6000 R 9.75  07.10.09  13.10.09/ 05.10.11 0.0 243 BBB/Baa1/BBB | GaHku
BTB24 02 10000 R 1160 09.02.10) 15.02.10/ 05.02.13 4.0 406 | 100.06 11.12 578 || 0.33 BBB/Baa1/BBB | Garkv
BTE24 03 6000 R 1050 02.12.09  08.06.10/ 29.05.13 8.0 444 99.94 | 0.94 10.57 5.24 0.59 BBB/Baa1/BBB | GaHku
BTb24 04 8000 R 11.85 25.02.10  01.09.10/ 20.02.14 11.0 53.3 BBB/Baa1/BBB | GaHku
BTB-Nuad01 8000 R 1210 1211.09  16.11.09, 06.11.14 1.0 61.9 100.25 | -0.08 106 100.25 100.33 9.04 3.01 0.10 BBB//BBB (buHaHCbI
BTB-Nua®02 10000 R 14.00  13.10.09 07.07.15 70.0 102.42 | 0.07 25.08 3.41 1.99 BBB//BBB (buHaHCbI
BTB-Nu3®03 5000 R 1400 15.12.09 17.06.10/ 07.06.16 8.0 81.2 102.35 | 0.15 6221 102.20 102.40 10.77 341 0.61 BBB//BBB (buHaHCbI
BTB-Nua®04 5000 R 1400 15.12.09 17.06.10/ 07.06.16 8.0 81.2 101.90 11.50 342 0.60 BBB//BBB (buHaHCbI
asnpHedt3 8000 R 1475 19.01.10 23.07.12] 12.07.16 34.0 824 108.50 | 0.10 622 402 108.21 108.75 11.35 6.78 2.11 /Baa3/BBB- cbipbe
lasnpHedt4 10000 R 16.70 1 20.10.09  25.04.11) 09.04.19 19.0 115.8 108.50 | 0.50 32511 108.23 108.50 10.73 7.68 121 /Baa3/BBB- cbipbe
FA3MPOM A11 5000 R 1375 29.12.09 28.06.11] 24.06.14 21.0 574 107.50 | 0.40 32029 107.45 108.00 9.15 6.38 142 BBB-/Baal/BBB | cbipbe
[A3MPOM A13 5000 R 1312 29.12.09 29.06.10/ 26.06.12 9.0 33.2 105.10 | 0.40 26 490 105.00 106.00 5.95 6.22 0.66 BBB-/Baal/BBB | cbipbe
[A3MPOM A4 5000 R 822 10.02.10 10.02.10 43 100.30 | 0.29 63 907 100.12 100.30 743 4.09 0.33 BBB-/Baal/BBB | cbipbe
[A3MPOM A7 5000 R 6.79  29.10.09 29.10.09 0.8 99.98 | 0.03 99.99 100.29 713 3.39 0.06 BBB-/Baal/BBB | cbipbe
[A3MPOM A8 5000 R 7.00 29.10.09 27.10.11 25.1 92.27 91.30 93.00 11.62 3.78 1.69 BBB-/Baa1/BBB | cbipbe
[A3MPOM A9 5000 R 723 17.02.10 12.02.14 53.0 80.85 84.00 85.96 13.56 4.46 3.26 BBB-/Baal/BBB | cbipbe
aanpomb 1 5000 R 710 28.01.10 27.01.11 16.0 95.51 151 94.03 96.99 11.14 371 113 /Baa2/BB+ GaHku
a3npomb 2 5000 R 6.54 25.11.09 20.11.13 50.2 /Baa2/BB+ GaHku
asnpomb 3 10000 R 11.00  12.10.09 10.10.11 245 /Baa2/BB+ GaHku
asnpomb 4 20000 R 1225 19.11.09 23.11.09, 151112 20 37.9 101.10 100.20 102.00 2.94 6.04 0.13 /Baa2/BB+ GaHku
asnpomb 5 20000 R 1225 26.11.09 26.11.09) 221112 20 38.1 100.20 /Baa2/BB+ GaHku
[A3OuH 01 5000 R 18.00  09.02.10 08.02.11 16.4 69.75 | -0.24 2897 69.00 69.75 58.33 12.87 0.76 aBTONpOM
leHepKomn1 2000 R 1200 2212.09 30.06.10, 21.06.11 9.0 20.8 aHepreTuka
TMOPOMALLCY 1000 R 990 24.11.09 24.11.09 1.7 98.10 87 98.00 98.77 25.87 5.03 0.11 MaLLMHOCTP.
TnapoOrK-1 5000 R 8.10  30.12.09 29.06.11 211 95.50 | 0.25 14620 95.50 95.75 11.31 4.23 145 /Baa3/BBB- aHepreTuka
nMocCrp-2 4000 R 21.00 18.03.10, 22.03.10, 17.03.11 6.0 176 CTPOUTENLCTBO
MOB3KC 01 2000 R 9.00 15.03.10 15.03.10 54 GaHku
rccot 5000 R 15.00 25.03.10  23.09.10/ 26.03.17 12.0 91.0 100.50 1000 100.00 100.50 14.93 744 0.81 BB/ MaLLMHOCTP.
rac 02 1500 R 10.75 27.10.09  29.10.09/ 23.04.13 1.0 432 99.75 | -0.05 2360 99.40 99.75 13.97 5.37 0.06 TOproens

[lansCs3206 2000 R 885 021209 04.06.10 30.05.12 8.0 323 98.21 97.50 12.36 4.49 0.50 B+/ Tenexkom



Fixed Income Daily 06.10.09

db YPAACUIE | K3NUTAN

PbiHOK pybneBbIx oGnMrauMﬁ

Bobinyck

[lansCs3505
[OBTr-® 01
[OBTr-0 02
ArK-01
[es.-t0r 01
[enbtakp-1
[enbtakp-2
TxendchCul1
[Ouken®dun-1
[MLIEEHTPo61
[lomoveHTp1
EBPP 0106n
EBPP 0206n
EBPP 0306n
EBPP 0406n
EBPP 0506n
EBpokom®K2
EBpokom®K3
Epokom®K5
EBPOMA-01
ESCK-02
XKenpopun-1
XKenpopun-2
XKenpopun-3
XKenesobet1
HKuncou®-2
KK-OuHanct
3aslpoccO1
3enut 306n
3eHuT 406n
3enut 506n
3enut 606n
WxAsTo 02
VIKC5®uH 01
VIKC50uH 04
WHnpom 02
Wunpom 03
Wuterpa®-2
Wutypuer-1
VIPKYT-0306
VipkOHepro1
Wrepad-1
Kamas-®un2
Kapyc.® 01
Kayctuk 2
Kupos.3a1
KAT®uHB-02
KMB-BaHk2
KmnnduH 01
KMMO-0uH01
Kokc 02
Komoclp. 1
KOMEMKA 02
KOMEMKA 03
Kocmoc®un1
KpEgpb-01
KpEgpb-02
Ky6aHbaH-1
Kyi6A30T-2
JlaBepHa 01
TleHaHepr02
TleHaHepro3
JICP 02 06n
JICP-MHB 01
JICP-MhB 02
ITykoin206n
JTykoitn306n
Tlykoitndo6n
JykoinBO01
JTykoitnB002
TykoitnBO03
TykoiinBO04
JTykoitnBO05
TlykoiinBO18
TykoitnBO19
JTykoitnb020
Mareaunt 2
Marnut® 02
Marxonus-1
Macrepb-3
MEBPP 0206n
MEBPP 0306n

ﬂaTa

06bem, Kynou
M

KOPMOPATUBHBIE PYBIEBBIE OBNIUTALIUM (nposonxeHue)

1500 R
1000 R
5000 R
5000 R
1000 R
5000 R
2000 R
2000 R
3000 R
1150 R
1000 R
5000 R
5000 R
7500 R
3000 R
5000 R
3000 R
3000 R
5000 R
1200 R
1000 R
1500 R
2500 R
2000 R
1000 R
1500 R
1000 R
1000 R
3000 R
3000 R
5000 R
3000 R
2000 R
9000 R
8000 R
1000 R
1300 R
3000 R
1000 R
3250 R
5000 R
5000 R
1500 R
3000 R

850 R
1500 R
1000 R
3400 R
1000 R
1000 R
5000 R
2000 R
4000 R
4000 R
2000 R
3500 R
4000 R
3000 R
2000 R
1000 R
3000 R
3000 R
5000 R
2000 R
3000 R
6000 R
8000 R
6000 R
5000 R
5000 R
5000 R
5000 R
5000 R
5000 R
5000 R
5000 R
2500 R
5000 R
1000 R
1200 R
3000 R
3000 R

15.00
14.50
14.50
10.50
18.00

7.09

8.50
20.00

13.25
10.70
17.00

7.25

7.10

7.40
13.35
13.35
13.35
13.35
13.35
13.50
13.50
13.50
19.00

8.20
19.00
17.00
15.00
15.00

19.01.10
02.02.10!
21.01.10!
12.03.10
17.11.09
01.12.09!
25.11.09
22.10.09
18.03.10
06.12.09!
07.01.10!
11.11.09
22.10.09
09.12.09
17.12.09
14.10.09
10.12.09
18.12.09
16.03.10
15.10.09
08.10.09!
01.12.09!
22.10.09
24.03.10
20.11.09!
15.10.09
24.12.09
15.10.09
11.11.09
06.04.10!
08.12.09!
05.01.10!
10.12.09
05.01.10!
10.12.09
14.01.10
18.11.09
01.12.09!
21.10.09
18.03.10
03.12.09!
24.11.09
19.03.10
18.03.10
08.10.09!
24.03.10!
23.03.10!
02.12.09!
04.02.10°
16.03.10
18.03.10
14.01.10
18.11.09
18.11.09
17.12.09
03.02.10!
29.12.09
20.01.10!
05.03.10!
08.10.09!
29.01.10!
21.10.09
04.02.10!
08.12.09!
14.01.10
17.11.09
10.12.09
10.12.09
08.02.10!
08.02.10!
08.02.10!
08.02.10!
08.02.10!
22.06.10!
22.06.10!
22.06.10!
28.03.10!
26.03.10!
22.10.09
02.12.09!
31.12.09
27.10.09

21.07.11

30.07.10!
17.12.09

22.10.09

13.04.10

04.05.10!

20.11.09!

14.05.10

10.12.09
08.07.10!

06.07.10!
13.06.11

19.11.09
03.12.09!

07.12.09
29.05.10!

07.12.09!

22.03.10!

15.07.10

01.07.10!

31.12.09

09.02.10!

15.07.10

11.12.09
05.04.10!
28.10.10!

17.07.12
03.08.10
18.07.13
08.03.13
18.05.10
01.12.09
30.05.10
201011
17.03.11
26.05.15
08.07.10
12,0510
21.04.11
07.09.11
12.06.14
09.04.14
10.06.10
18.06.10
15.03.11
14.10.10
05.04.12
30.11.10
19.04.12
19.09.12
27.05.11
15.04.10
24.12.09
22,0410
09.11.11
06.04.10
04.06.13
01.07.14
09.06.11
01.07.14
02.06.16
15.07.10
18.05.11
201111
21.04.10
16.09.10
281113
201112
17.09.10
12,0013
07.07.11
24.03.10
23.03.10
30.11.11
04.02.10
16.03.10
15.03.12
14.07.11
15.02.12
15.02.12
16.06.11
03.02.10
28.06.11
21.07.10
04.03.11
08.04.10
27.01.12
18.04.12
01.08.13
08.12.09
14.07.11
17.11.09
08.12.11
05.12.13
06.08.12
06.08.12
06.08.12
06.08.12
06.08.12
22.06.10
22.06.10
22.06.10
28.03.11
23.03.12
22.07.10
304111
28.03.13
23.04.13

Mecﬂues Ao

M

220

10.0

6.0

7.0

2.0

7.0

20
9.0

9.0
21.0

2.0
20

20
8.0

20

6.0

9.0

9.0

3.0

40

9.0

20
6.0
13.0

38.1
16
479
213

57

26.2

y
Toprosui [ Roomoo % |

Liena obbem, wr
(0cH.+PIIC) nokynka | npopaxa || odppt | noraw | Tekyw

104.86 | 036 10450 | 10595 || 1219 713
2110 | 410 17.20 25.00 667.40 | 3426
16.50 9.01 2399 | 94596 4382
50.76 19.02 100.50 8.76
97.30 2% 97.30 97.39 1694 | 218
99.88 99.85 10033 || 2292 9.98
8498 | -0.02 84.75 85.40 2310 | 543
72.00 100 7150 7289 1692 | 595
101.26 1 10126 | 10145 964 | 283
10255 | 006 1 10230 | 10255 1064 | 293
10243 10235 | 10260 829 | 231
101.00 | 0.10 3000 10050 | 101.50 1053 | 257
10167 10150 | 101.75 1203 | 294
149
0.10
059 | 019 2084 0.40 0.59 135220
99.42 95.00 1935 | 9.03
10141 | 006 250 10000 | 10100 || 1544 8.88
99.65 99.30 100.00 1357 | 650
100.00

85.00 470 84.30 85.00 15282 | 632
001 | 078 662 0.77 44880.00
10243 10230 | 10249 || 11.86 7.79
102.20 24 401 10205 | 10220 168 | 7.85
9983 | 0.01 12307 99.80 9983 | 1078 499
10155 | 0.10 17,000 10150 | 10160 || 13.00 7.36
1099 | 1.00 5 6.15 10.99 45583 | 8167
9715 | 0410 100 000 96.90 9715 || 11.98 390
109.00 | 050 1000 10845 | 11098 | 1262 8.44
69.91 0.02 60.00 80.74 | 927
35.00 10.00 60.00 18.52
98.55 98.30 9880 | 2049 541
93.54 96.00 97.00 2349 | 480
96.75 2090 96.23 96.95 1286 | 450

99.50
10120 | -0.30 12 10106 | 10145 || 17.11 9.31
97.25 1332 | 615
88.53 3626 | 507

91.00

85.00
94.00 2816 | 6.00
96.29 94.51 98.00 | 17.93 450
98.50 21.04 9.11
9160 | 160 2900 90.00 2282 | 449
103.05 95.00 101.00 863 | 237
79.12 68.25 89.99 | 60.96 10.71
9500 | 0.02 573 94.00 95.00 1526 | 412
8481 | -3.19 85.00 87.00 2305 | 517
9100 | 040 15044 90.50 92.99 1360 | 468
9000 | 159 105 212 88.00 90.00 1316 | 444
9570 | -0.70 5020 95.60 9640 | 27.90 6.90
97.01 | -0.74 805 97.01 97.70 3090 | 571
99.28 18.71 8.54
100.03 | 006 16723 99.97 100.03 701 | 361
9230 | 041 5142 9160 96.61 1148 | 384
86.99 46500 85.30 90.00 172 | 424
10542 | -158 10460 | 106.00 136 | 632
105.30 115001 10500 | 106.00 142 | 632
104.60 155 000 10500 | 106.15 172 | 636
10650 | 052 125001 10500 | 10599 1091 | 625
104.24 53 000 10500 | 10598 187 | 639
102.59 10270 | 102.90 939 | 1312
102,59 10270 | 10285 939 | 1312
10267 | 017 10270 | 10285 927 | 1311
96.80 | 0.10 15548 96.10 96.80 2304 | 990
9050 | 050 10000 90.11 90.85 1322 | 452
98.01 2361 | 483
100.00 6 100.00 87.97 8.48
10110 | -0.10 2580 10100 | 10120 || 1452 3.70

Aop,
eT

=

142
0.10
0.07

0.54
0.04
1.12
3.60

0.53
1.26

340
3.10

0.87
0.46
2.24

0.09

0.51
0.45
0.16
0.64
0.16
0.65
1.30
041

0.13
0.42
0.82

0.51

2.84
0.63

0.35
0.39
061
158
195
043

0.67
1.09

1.85
1.98
0.27
0.13
0.62
0.1
1.80
3.16
217
217
247
219
2.16
0.65
0.65
0.65
1.10
2.00
0.59
0.10

0.85

Peittunr
FIMIS

[Baat/
[Baat/
IICCC+

AAA/AaalAAA
AAA/AaalAAA
AAA/AaalAAA
AAA/AaalAAA
AAA/AaalAAA

ICl

ICl

ICl

B/Ba3/
B/Ba3/
B/Ba3/
B/Ba3/

/Ba2/
foTo3BaH/B-

[Caa2/CCC+
JoTo3BaH/

IIcCC+
lIcCC+

[Bad/
[Ba3/

B-/B3/
B-/B3/
B-/B3/

BBB-/Baa2/BBB-
BBB-/Baa2/BBB-
BBB-/Baa2/BBB-

BBB-/Baa2/BBB-
BBB-/Baa2/BBB-
BBB-/Baa2/BBB-

otoaBaH/
B+/B1/
B+/B1/

CekTtop

Tenekom
TpaHcnopT
TpaHcnopT
aHepreTuka
[}eBENONMEHT
GaHku

GaHku
TOproens
TOproens
TOproens
TOproens
GaHku

GaHku

GaHku

GaHku

GaHku
(buHaHCbI
(buHaHCbI
(buHaHCbI
TOproens
aHepreTuka
(buHaHCbI
(buHaHCbI
(buHaHCbI
NPOU3BOACTBO
(buHaHCbI
CTPOUTENLCTBO
notpe6. ToB.
GaHku

GaHku

GaHku

GaHku
aBTONpPOM
TOproens
TOproens
MeTannyprus
MeTannyprus
cepauc
cepauc
MaLLUHOCTP.
aHepreTuka
cbipbe
aBTONpPOM
TOproens
XVMUst
MaLLUHOCTP.
GaHku

GaHku
TOproens
MaLLUHOCTP.
MeTannyprus
c/x

TOproens
TOproens
CTPOUTENLCTBO
(buHaHCbI
(buHaHCbI
aHepreTuka
XUMUst
TOproens
aHepreTuka
aHepreTuka
CTPOUTENLCTBO
CTPOUTENLCTBO
CTPOUTENLCTBO
cbipbe
cbipbe
cbipbe
cbipbe
cbipbe
cbipbe
cbipbe
cbipbe
cbipbe
cbipbe
cbipbe
MeTannyprus
TOproens
TOproens
GaHku
(buHaHCbI
(buHaHCbI
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PbiHOK py6neBbIx obnuravuii

u

K b Pei
Bbinyck 061em, MIH y?ou, LleHa o6bem, wr fuop SATUHE CekTop
% KynoHa | odepTbl othpt (ocH.+PTIC) nokynka | npopgaxa || opt | noraw | Tekyw ner FIMIS

KOPMOPATUBHBIE PYBIEBBIE OBNIUTALIUM (npogonxeHue)

MEBPP 0406n 5000 R 15.00 04.03.10  05.03.10/ 27.02.14 5.0 53.5 || 100.86 100.70 101.40 13.02 742 0.37 B+/B1/ (buHaHCbI
MEBPP 0506n 5000 R 15.00 17.12.09 21.06.10, 12.06.14 9.0 57.0 || 100.75 680 000 100.40 100.90 14.00 742 0.59 B+/B1/ (buHaHCbI
MrTC-05 06 1500 R 16.00 24.11.09 25.05.10 7.7 /Ba3/BB- Tenekom
MexTpomb-1 3000 R 1265 28.12.09 29.10.09, 03.01.18 1.0 | 1004 GaHku
Mertceps-®1 1500 R 1200 25.11.09 04.06.10, 23.05.12 8.0 32.0 96.44 | 0.14 92.86 18.17 6.20 0.53 TOproens
Meuen 206 5000 R 840 16.12.09 21.06.10, 12.06.13 9.0 449 96.20 | -0.20 3000 96.05 96.50 14.49 4.35 0.60 meTannyprus
Meuen 406 5000 R 19.00 29.10.09  30.07.12 21.07.16 34.0 @ 827 ' 110.10 34 500 109.50 111.25 15.31 4.30 1.92 meTannyprus
MWA-306 1500 R 795 26.11.09 06.09.10 24.0212 110 291 96.78 11.93 2.05 0.79 /Ba2/ (buHaHCbI
MWA-406 un 2000 R 9.00 08.10.09 22.10.09/ 01.10.15 1.0 72.9 99.98 2.03 224 0.04 /Ba2/ (buHaHCbI
MWA-506 2000 R 1350 22.10.09 29.07.10. 17.07.14 10.0 = 582 || 100.13 100.30 100.80 13.67 3.36 0.67 /Ba2/ (buHaHCbI
MWAH-[es-1 2000 R 13.00 | 02.03.10 02.03.10 49 0EeBenonmeHT
Mur-¢ 02 3000 R 0.10  09.03.10 06.09.11 234 MaLLMHOCTP.
MukosiH-206 2000 R 1850 11.02.10  25.02.10/ 07.02.13 5.0 40.7 || 102.80 1 101.50 102.80 9.38 8.97 0.36 notpe6. Tos
M-MHOYCTP 1000 R 1225 16.02.10 16.08.11 22.7 18.00  -0.30 461 17.82 18.00 220.08 = 33.93 0.44 CTPOUTENLCTBO
M-WHayctp2 1500 R 20.00 13.01.10, 18.01.10 10.07.13 4.0 458 99.88 1.00 20.02 9.98 0.24 CTPOUTENLCTBO
Mupartoprd1 2500 R 19.00 04.02.10 05.08.10, 02.08.12 100 @ 344 99.12 99.00 101.00 21.07 9.56 0.65 notpe6. Tos.
MuTnang-01 1000 R 1350 17.11.09 16.02.10 45 5.89 -0.11 0.78 11.00 57.15 notpe6. ToB.
MU3Mb-0 01 1500 R 1150 12.01.10  23.12.09, 13.07.10 3.0 9.4 100.00 neBenonmeHT
MKB 0306n 2000 R 15.00 16.12.09 16.06.10 85 100.00 200 000 100.00 100.24 15.45 7.48 0.57 B-/B1/ GaHku

MKB 0406n 2000 R 15.00 16.03.10 15.03.11 175 99.39 | 0.04 97.14 100.20 16.07 7.52 115 B-/B1/ GaHku

MKB 0506n 2000 R 15.00 28.10.09  05.05.10/ 25.04.12 7.0 311 100.04 | -0.07 99.80 100.45 14.91 7.48 0.47 B-/B1/ GaHku

MKB 0606n 2000 R 16.00  09.02.10 16.08.10, 07.08.12 ' 10.0 @ 34.6 99.85 | -0.15 310 350 100.15 16.45 7.99 0.71 B-/B1/ GaHku
MM-®uH 01 1000 R 1400 02.03.10  02.03.10/ 26.02.13 5.0 413 NeBenonmeHT
MM-®uH 02 1500 R 16.50 05.01.10  11.01.10/ 03.07.12 3.0 334 94.90 neBenonmeHT
MOWA 1500 R 9.00 21.12.09 21.12.10 14.7 (buHaHCbI
MOWA 02 3000 R 799 08.03.10 07.09.11 234 (buHaHCbI
MOWA 03 5000 R 7.75 13.12.09 14.06.14 571 (buHaHCbI
MOPE- 01 1000 R 1550 02.02.10  08.02.10/ 03.08.10 4.0 10.1 neBenonmeHT
Mockomub-2 3000 R 1400 16.02.10  16.02.10/ 15.02.11 4.0 16.6 GaHku
Mockomub-3 5000 R 1500 16.12.09  17.06.10/ 12.06.13 8.0 449 GaHku
MOCMAPT® 1 2000 R 17.00 15.10.09 21.10.09/ 12.04.12 1.0 30.7 88.35 90.00 97.00 9.60 TOproens
Mocobras®2 3000 R 925 24.12.09 24.06.12 33.1 66.49 149 17 026 65.12 66.49 4110 6.94 1.04 CcepBuC
Mocobnra3a1 2500 R 1200 14.11.09 17.05.11 19.6 92.00 90.01 93.99 18.69 6.50 121 yenyru
Mocobnp-2 4000 R 21.00  26.03.10 26.03.11 179 6.00 -1.00 630 5.00 6.99 175.48 /ID (buHaHCbI
MocTpAsT®1 7500 R 1280 2212.09 241209 181212 3.0 39.0 94.25 91.00 97.50 46.37 6.77 0.15 /Icc TpaHcnopT
MocaHepro1 5000 R 1250 16.03.10 13.09.11 23.6 || 10225 @ 0.74 3000 102.25 102.40 11.48 6.10 1.59 1/BB- aHepreTuka
MocaHepro2 5000 R 765 250210 01.0312 18.02.16 290 @776 93.00 4000 9.70 93.20 11.28 4.10 1.99 1/BB- aHepreTuka
MocaHeprobO-2 2000 R 1145 25.02.10 26.08.10 108 || 100.98 = 0.48 2000 100.50 100.98 10.50 5.65 0.78 1/BB- aHepreTuka
MOSCK-01 6000 R 8.05 09.03.10 06.09.11 234 92.83 | 0.38 91.50 94.00 12.73 4.32 1.60 aHepreTuka
MPCK Yp.01 1000 R 8.15 2411.09 26.05.10/ 22.05.12 8.0 32.0 aHepreTuka
MTC 01 10000 R 14.01 22.10.09 23.04.10, 17.10.13 7.0 491 102.00 100.00 10.33 6.85 0.47 BB+/Ba2/BB Tenekom
MTC 02 10000 R 14.01 27.10.09  27.04.10/ 20.10.15 7.0 73.5 || 103.00 1 101.03 103.00 8.55 6.78 0.49 BB+/Ba2/BB Tenekom
MTC 03 4000 R 870 2212.09 22.06.10, 12.06.18 9.0 | 1057 99.10 -0.25 2400 99.10 99.35 10.25 4.38 0.63 BB+/Ba2/BB Tenekom
MTC 04 15000 R 16.75  18.05.10  19.05.11/ 13.05.14 20.0 = 56.0 | 107.10 025 129 300 106.90 107.34 11.50 15.60 1.33 BB+/Ba2/BB Tenekom
MTC 05 15000 R 1425 27.0710 26.07.12] 19.07.16 340 @ 826 | 10500 1.00 81089 104.01 105.25 11.98 13.53 2.20 BB+/Ba2/BB Tenekom
Hacrowa3K1 1000 R 1450 18.12.09 18.12.09 25 c/x

HXTON 02 2200 R 11.75  15.12.09 15.12.09 24 98.13 97.20 98.45 22.86 5.97 0.16 XMMUS
HKHX-04 06 1500 R 10.00 29.03.10 26.03.12 30.1 B/B1/ XMMUS
HOMOC 118 5000 R 1500 06.01.10 12.07.10/ 02.07.14 9.0 57.7 || 101.47 21300 101.40 101.60 12.99 7.37 0.65 B+/Ba3/ GaHku
HOMOC 88 3000 R 15.00 17.02.10  22.02.10/ 16.02.11 5.0 16.6 || 101.10 101.01 101.35 11.68 7.40 0.34 B+/Ba3/ GaHku
HOMOC 98 5000 R 15.00 18.12.09  23.06.10/ 14.06.13 9.0 449 | 102.00 5675 101.65 102.00 11.99 7.33 0.61 B+/Ba3/ GaHku
HTC-01 1000 R 15.00 27.10.09  30.10.09/ 26.04.11 1.0 18.9 42.00 0.50 89.99 17.81 TOproens
HOK-3 2000 R 18.00 27.10.09  05.05.10/ 03.05.11 7.0 19.2 51.00 0.01 102.00 | 276.11 17.60 0.14 /B2/B- (puHaHCbI
O6KoHa®-01 3000 R 7.70 18.11.09  19.05.10/ 16.05.12 8.0 31.8 91.52 94.51 96.50 2444 4.20 0.48 notpe6. ToB.
06KoHa®d-02 3000 R 1500 211009 22.11.11] 17.0413 260 = 430 | 100.00 95.00 106.00 | 14.94 748 || 155 noTpe. ToB.
OrK-2 0106 5000 R 7.70 31.12.09 05.07.10 9.1 97.95 | 040 420 97.50 97.95 10.86 3.92 0.66 aHepreTuka
OrkK-3 06 3000 R 775 111209 17.12.09/ 09.12.11 2.0 26.5 aHepreTuka
OrK-5 6O-1 2000 R 1220 26.01.10 27.07.10 9.8 100.90 4000 100.77 101.40 11.26 6.03 0.70 /Ba3/ aHepreTuka
OrK-5 60-2 2000 R 1220 26.01.10 27.07.10 9.8 100.90 5000 101.50 11.26 6.03 0.70 /Ba3/ aHepreTuka
OrK-5 06-1 5000 R 1225, 01.0410 05.10.09 29.09.11 0.0 241 101.40 | -0.10 1066 622 101.46 101.75 11.77 6.02 1.63 [/Ba3/ aHepreTuka
OrK-6 0106 5000 R 755 2210.09 29.0410/ 19.0412 7.0 30.9 97.70 92.57 11.95 3.85 0.49 aHepreTuka
Oro-arpo-3 1500 R 16.00  01.01.10 09.07.10 9.2 49.77 | 0.02 25.01 30.00 193.17 16.03 0.24 c/x

OM3 - 6 06 1600 R 1025 04.12.09 11.12.09 31.05.13 2.0 445 98.92 99.20 100.00 15.72 5.17 0.16 11B- MaLLMHOCTP.
OM3-5 06 1500 R 13.00 02.03.10 30.08.11 23.1 99.50 10 000 99.00 100.65 13.73 6.52 1.52 1/B- MaLLMHOCTP.
MABA 02 06 1000 R 31.10.09 21.10.11 24.9 72.50 45.00 100.00 17.04 1.75 cix
MapHac-M 2 1000 R 1080 19.11.09  19.11.09, 17.11.11 20 25.8 notpe6. ToB.
MepeoBaHk1 1500 R 16.50  27.12.09  05.07.10/ 29.06.11 9.0 211 100.49 100.50 101.50 15.99 8.23 0.61 GaHku
MeTpokom64 3000 R 1550 03.01.10  08.07.10/ 06.07.11 9.0 21.3 | 10291 | 0.01 21010 102.85 102.95 9.81 6.97 0.66 /Ba3/B+ GaHku
MeTpokom66 3000 R 1436 19.02.10  25.08.10 22.08.12 11.0 @ 35.1 /Ba3/B+ GaHku
MeTpokom67 3000 R 1490 19.02.10 24.02.11, 22.08.12 17.0 @ 35.1 /Ba3/B+ GaHku
NBAOM 01 1000 R 16.00 22.10.09  06.11.09, 22.04.10 1.0 6.6 125.00 TOproens
Monunnact1 1000 R 19.00 22.12.09 21.06.11 20.8 86.00 117 86.20 92.99 32.35 11.02 1.08 XMMUS
Mpomce6-05 4500 R 16.00 20.11.09 25.05.10/ 18.05.12 8.0 31.9 || 102.26 @ 0.01 102.20 102.36 12.14 7.80 0.53 B+/Ba3/B GaHku
MpoMTp0206 3000 R 10.75 20.10.09  27.10.09/ 18.10.11 1.0 24.8 65.00 | -0.01 59.11 68.89 8.25 MaLLMHOCTP.
MpoMTp0306 5000 R 18.00 27.01.10 28.01.11 24.07.13 160 @ 463 60.02 50.01 69.99 79.97 14.95 0.64 MaLLMHOCTP.
Mpotek®uH1 5000 R 890 04.11.09 26.11.09/ 021111 2.0 25.3 || 100.00 73 908 100.00 5.16 4.44 0.13 TOproens
MpoToH®uH1 1000 R 16.00 15.12.09  22.06.10 12.06.12 9.0 32.7 80.00 MaLLMHOCTP.
Pa3r.60-02 2000 R 26.11.37 08.10.09 0.1 c/x
Pa3r.60-06 500 R 26.11.37 08.10.09 0.1 c/x
Pa3r.60-11 1000 R 26.11.37 19.11.09 15 c/x
Paarynaind2 2000 R 17.00 30.03.10  15.04.10/ 27.09.11 6.0 241 70.00 | 3.50 23513 70.00 75.00 129.49 1211 0.23 c/x

Pa3rynaind3 3000 R 17.00  19.03.10 16.03.12 29.8 69.99 | 259 56 175 68.11 74.79 39.89 12.11 144 c/x
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Paarynaitd4 3000 R 17.00 25.11.09 02.06.11 22.05.13 200 @442 69.00 1.50 6043 68.00 75.00 50.34 12.29 0.91 clx
Paarynaind5 2000 R 1450  28.10.09  30.10.09/ 23.10.13 1.0 493 clx
Paitcpbaitaen-4 10000 R 1350 08.12.09 08.12.11  03.1213 26.0 = 50.7 || 101.20 13.21 6.65 1.66 BBB+/Baa1/BBB- | baHku
PBK®uHaHc1 1750 R 19.00 21.01.10 28.07.10/ 21.07.11 100 & 218 | 103.75 0.75 5000 102.70 13.96 9.13 0.67 yenyru
PenKan-1 2000 R 1450  02.03.10 02.03.10 49 97.59 | 0.54 3963 97.51 97.59 21.95 741 0.33 CCC/B1/B- GaHku
PenKan-2 3000 R 22.00 12.10.09 19.10.09 04.04.12 0.0 304 || 100.05 @ 0.05 15 100.00 100.20 9.65 10.90 0.03 CCC/B1/B- GaHku
PenKan-3 4000 R 25.00 14.12.09 18.06.10, 06.06.12 9.0 325 | 102.28 | 0.14 23 102.05 102.28 21.73 12.12 0.53 CCC/B1/B- GaHku
PECTOPAHC3 1000 R 18.00 27.11.09 03.06.10, 26.11.10 8.0 139 96.40 | -2.60 99.02 100.50 25.00 9.31 0.49 yenyru
PX[-0306n 4000 R 833 02.12.09 02.12.09 19 100.10 4500 100.04 7.72 4.15 0.15 BBB/Baa1/BBB | TpaHcnopt
PX[-0606n 10000 R 735 11.11.09 10.11.10 134 96.63 | -0.02 96.56 98.00 10.95 3.79 0.94 BBB/Baa1/BBB | rpaHcnopt
PX[-0706n 5000 R 755 11.11.09 07.11.12 37.6 94.48 87.01 98.00 9.88 3.98 248 BBB/Baa1/BBB | TpaHcnopT
PX[-0806n 20000 R 8,50 06.01.10 06.07.11 213 96.70 15000 94.01 97.50 10.88 4.38 147 BBB/Baa1/BBB | TpaHcnopt
PX[0-0906n 15000 R 1350 18.11.09 21.05.10/ 13.11.13 8.0 50.0 || 102.98 | 0.20 450 000 102.70 102.95 8.52 6.54 0.55 BBB/Baa1/BBB | rpaHcnopt
PX0-1006n 15000 R 15.00 11.03.10 06.03.14 53.8 || 111.90 = 0.90 471249 111.60 113.00 11.81 6.68 3.06 BBB/Baa1/BBB | TpaHcnopT
PX[-1106n 15000 R 1350 25.11.09 28.05.10, 18.11.15 8.0 745 || 102.92 100 000 102.70 103.00 8.77 6.54 0.56 BBB/Baa1/BBB | TpaHcnopt
PX[-1206n 15000 R 1490 26.11.09 281111 16.05.19 26.0 @ 117.0 | 107.50 @-0.40 190 000 107.70 108.00 11.10 6.91 1.65 BBB/Baa1/BBB | rpaHcnopt
PX[-1306n 15000 R 13.88  11.03.10 06.03.14 53.8 || 100.85 100.71 101.10 14.07 6.86 3.00 BBB/Baa1/BBB | TpaHcnopT
PX[-1406n 15000 R 15.00  13.10.09 07.04.15 67.0 || 100.97 13.59 741 3.35 BBB/Baa1/BBB | paHcnopT
PX[-1506n 15000 R 1425 28.12.09 261212 20.06.16 39.0 = 81.7 | 101.06 100.45 101.49 14.26 7.03 2.28 BBB/Baa1/BBB | TpaHcnopt
PX[-1606n 15000 R 1433 14.12.09 13.06.11] 05.06.17 21.0 = 933 | 105.11 484 052 105.11 105.55 11.20 6.80 1.35 BBB/Baa1/BBB | TpaHcnopt
PX[-1706n 15000 R 14.05 25.01.10 240713  16.07.18 46.0 @ 106.9 | 101.52 101.43 13.95 6.90 2.64 BBB/Baa1/BBB | TpaHcnopt
PX[-1806n 15000 R 1425 25.01.10 23.07.14 15.07.19 58.0 @ 119.0 & 101.39 101.35 14.30 7.01 3.11 BBB/Baa1/BBB | TpaHcnopt
PX[-1906n 15000 R 1350 25.01.10 27.07.11  08.07.24 220 @ 179.7 | 104.25 104.00 104.50 11.08 6.46 147 BBB/Baa1/BBB | TpaHcnopT
PMK-®WH 01 3000 R 8.75  06.10.09 06.04.10 6.1 90.38 33.29 4.83 0.36 meTannyprus
Poccenxb 2 7000 R 785 18.11.09 16.02.11 16.6 96.58 | -0.42 100 000 97.00 97.40 10.99 2.03 117 BBB/Baa1/ GaHku
Poccenxb 3 10000 R 734 18.02.10  22.02.10/ 09.02.17 5.0 89.5 9945 | 0.23 170 001 99.25 99.45 8.77 3.68 0.35 BBB/Baa1/ GaHku
Poccenxb 4 10000 R 9.75  07.10.09  09.10.09/ 27.09.17 0.0 97.1 BBB/Baa1/ GaHku
Poccenxb 5 10000 R 1350 08.12.09 08.12.11 27.11.18 26.0 = 111.3 | 100.00 100.00 13.90 6.73 1.65 BBB/Baa1/ GaHku
Poccenxb 7 5000 R 1395 15.12.09 17.06.10 05.06.18 8.0 | 1055 | 103.40 50 000 102.00 103.18 8.86 6.73 0.61 BBB/Baa1/ GaHku
PocT-MaitH1 1000 R 0.10 07.01.10  17.07.10/ 08.07.10 10.0 9.2 TOproens
PTK-NA3 5¢ 2250 R 8.35 11.02.10 12.08.10 104 80.05 | 0.05 78.51 81.22 4817 5.20 0.47 (pUHaHCbI
Py6MncPer1 1000 R 20.00  01.12.09 01.06.10 8.0 98.00 TOproBnsa
PycMacna-2 1000 R 1500 01.04.10 08.04.10, 29.03.12 6.0 30.2 3.17 -6.83 15 5.30 10.00 235.93 notpe6. ToB.
PycMope 06 2000 R 18.00 17.12.09 21.06.10 14.06.12 9.0 32.8 102.16 notpe6. ToB.
PyccHedtb1 7000 R 1200 11.12.09 17.12.09, 10.1210 2.0 144 99.05 100 98.00 99.05 16.38 6.04 0.17 cbipbe
PycCraHa-5 5000 R 1475 11.03.10 09.09.10 11.3 || 100.05 15.19 7.35 0.78 BB-/Ba2/B+ GENT]
PycCraHg-6 6000 R 15.00 10.02.10  17.02.10/  09.02.11 4.0 16.4 || 100.02 14.52 7.48 0.32 BB-/Ba2/B+ GaHku
PycCraHg-7 5000 R 15.00 23.03.10  01.04.10/ 20.09.11 6.0 23.8 98.42 100.75 18.54 7.60 0.41 BB-/Ba2/B+ GaHku
PycCraHg-8 5000 R 15.00 16.10.09  23.10.09/ 13.04.12 1.0 30.7 100.25 BB-/Ba2/B+ GaHku
PycduHancd 4000 R 7.74  12.02.10 12.02.10 4.3 98.65 | -0.12 20 98.65 99.05 11.99 3.91 0.32 /Baa2/BB+ GaHku
PycbbaHk-2 2000 R 1450 22.02.10 22.02.10 4.7 100.35 7 99.99 100.35 13.87 7.24 0.34 B2/ GaHku
Pbi6kab-1 1000 R 19.00 01.12.09 04.03.10/ 28.02.12 5.0 29.2 NpoM3BOACTBO
CAHOC-0206 3000 R 10.00  10.11.09 10.11.09 12 99.90 1 99.75 99.89 11.12 4.99 0.09 XMMUS
CarypHHMO2 2000 R 16.50 21.03.10 21.03.10/ 20.09.11 6.0 23.8 | 100.00 & 10.00 694 89.00 94.00 17.23 8.27 0.39 MalLLMHOCTP.
CarypHHMO3 3500 R 16.25  06.12.09  09.12.09/ 06.06.14 2.0 56.8 97.50 95.00 99.99 32.50 8.31 0.13 MaLLMHOCTP.
CaxapKo 01 2000 R 14.00  10.11.09 10.11.09 1.2 c/x
CaxaTpHer1 1500 R 1250 02.12.09 02.12.09 19 yenyru
CB-®uHaHc1 1500 R 1.00 211209 25.06.10 18.06.12 9.0 329 notpe6. ToB.
Ceo6Cokon3 1200 R 18.00 24.11.09 231110 24.05.11 14.0 = 19.9 ' 100.00 4687 86.00 90.99 18.73 8.98 0.86 NpoM3BOACTBO
CesisbbaHk1 2000 R 16.00  22.10.09 21.04.11 18.8 || 100.29 100.20 101.00 16.73 3.98 1.16 B2/ GaHku
Cesepcranb 50-01 15000 R 1400 23.03.10  20.09.11) 18.09.12 240 @ 36.0 | 103.15 055 932 830 102.85 103.15 12.51 6.77 1.58 B+/Ba3/BB- cbipbe
CesKab 03 1500 R 10.50 29.12.09 27.03.12 30.1 97.37 0.16 60.00 12.27 2.69 1.96 NpoM3BOACTBO
CesKab 04 2000 R 10.75 24.11.09 21.05.13 441 16.00 40 13.25 17.50 128.88 16.75 0.78 NpoM3BOACTBO
CesCTABTO 1500 R 800 21.01.10 21.01.10 36 || 97.00 50 96.00 97.00 1961 | 411 0.25 aBTONPOM
CesCtABTO2 3000 R 7.70 20.01.10 26.07.10, 17.07.13 100 @ 46.0 88.75 154 88.55 89.06 25.05 4.33 0.63 aBTONPOM
C3JIK-®uH-1 1000 R 11,50 02.03.10 02.03.10 49 NpoM3BOACTBO
C3Tenex306 3000 R 860 26.11.09 24.02.11 16.9 97.74 200 96.11 97.80 11.66 219 0.80 BB-//BB- Tenekom
C3Tenex406 2000 R 8.10  10.12.09 08.12.11 26.5 95.32 90.00 97.00 12.34 212 1.16 BB-//BB- Tenekom
C3Tenex506 2000 R 1351 2411.09 01.06.10, 21.05.13 8.0 441 100.11 2 100.55 101.00 13.57 3.36 0.55 BB-//BB- Tenekom
C3Tenex606 3000 R 1170 04.11.09  09.08.11] 24.07.19 220 @ 1193 101.95 0.04 15000 101.80 102.09 12.16 2.86 148 BB-//BB- Tenekom
Cubmpb-01 2300 R 18.00 19.01.10  29.05.10/ 17.07.12 8.0 33.9 79.99 1762 71.40 79.99 53.46 11.22 0.40 TpaHcnopT
Cu6Tnk-606 2000 R 9.75  18.03.10 16.09.10 115 99.10 | 0.80 97.50 11.05 491 0.83 B+// Tenekom
Cu6Tnk-806 3000 R 975 11.0210  18.02.10/ 08.08.13 5.0 46.8 99.95 3507 99.70 100.00 9.55 4.86 0.34 B+// Tenekom
CUBYPXona1 1500 R 7.70, 05.11.09 11.11.09/ 01.11.12 1.0 374 98.98 | -0.32 98.60 99.65 17.50 3.88 0.09 BB/Ba2/ XMMUS
CuHeprusi-2 2000 R 1070 21.01.10  22.10.09, 22.07.10 1.0 9.7 90.00 notpe6. ToB.
CuHeprusi-3 2500 R 10.00 22.02.10 24.02.11, 18.08.14 17.0 @ 593 notpe6. ToB.
Cunteppa 1 3000 R 1750 04.02.10  09.08.10 01.08.13 10.0 & 46.5 & 103.00 20 104 102.95 103.00 13.77 8.47 0.71 Tenekom
Cuctlanc 1 3000 R 15.00 13.10.09  15.04.10/ 08.04.14 6.0 54.9 1.37 CTPOUTENLCTBO
Cuctlanc 2 2000 R 1200 20.10.09 21.04.10 15.04.14 7.0 55.1 CTPOUTENLCTBO
Cucrema-01 6000 R 19.00 11.03.10 15.03.10/ 07.03.13 5.0 416 | 10342 @ -0.18 613 103.23 103.67 10.61 9.16 0.40 BB-/Ba3/BB Tenekom
Cucrema-02 20000 R 1475 16.02.10 14.08.12 12.08.14 350 & 59.1 105.20 | 0.40 890 981 104.88 105.20 12.91 6.99 213 BB-/Ba3/BB Tenekom
CUTPOHUMKC1 3000 R 22.00 23.03.10 25.03.10, 21.09.10 6.0 11.7 | 10253 @ -0.57 102.02 103.20 16.50 10.70 0.40 Bl Tenekom
CKB-6aHk 1 1000 R 16.00 17.12.09 24.06.10 8.7 100.88 101.03 101.60 15.49 3.95 0.60 B-/B2/ GaHku
CnscTekno2 1200 R 10.50 28.10.09 28.10.09 0.8 97.91 | -0.09 2 97.91 98.74 52.28 5.35 0.04 XMMUS
Coppyx®-1 2500 R 1045 22.10.09 22.10.09 0.6 97.50 | -0.50 95 97.00 98.00 85.59 5.34 0.02 c/x

COPYC KAM1 1200 R 16.00  05.11.09 05.11.09 1.0 TOproens
COPYC KAM2 1500 R 08.10.09 05.04.12 304 TOproens
CneyCrp2 1 2000 R 19.11.09 20.05.10 76 24.16 1.00 70.00 881.60 0.06 CTPOUTENLCTBO
CIK 06.01 1000 R 14.00 24.11.09 25.05.10 7.7 TOproens
C1Wupyctpt 1000 R 1450 07.01.10 11.01.10, 07.07.11 3.0 213 18.93 20.00 29.90 38.19 CTPOUTENLCTBO
CrpTpras02 5000 R 849 15.01.10 13.07.12 33.7 79.93 | 293 38 79.50 81.50 18.78 5.30 2.06 CTPOUTENLCTBO

CrpTpraso3 5000 R 16.00 15.10.09 19.04.10, 11.0413 7.0 | 428 98.20 20002 97.51 20.27 8.12 0.41 CTPOUTENLCTBO
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CY-155 306 3000 R 16.00 17.02.10  17.02.10/ 15.02.12 4.0 28.8 95.00 0.98 12 94.25 95.00 33.40 8.40 0.28 CTPOUTENLCTBO
CynocTpb-2 1000 R 1750 11.12.09 11.06.10 8.3 101.00 | 045 218 100.00 101.00 16.40 8.64 0.55 B3/ GaHku
CynocTpb-3 1500 R 17.00  08.03.10  09.09.10, 03.09.12 ' 11.0 @ 355 B3/ GaHku
Catnlpynn1 1000 R 11.70 . 17.11.09 15.05.12 31.8 67.46 65.02 69.89 33.01 8.65 1.59 CTPOUTENLCTBO
Tattenekom 4 1500 R 16.00 05.11.09  11.05.10/ 01.11.12 7.0 374 101.86 101.90 102.20 12.64 7.83 0.50 Tenekom

TB3 03 1000 R 1550  18.12.09  29.12.09 18.06.10 3.0 85 100.39 100.00 100.40 11.87 7.70 0.21 MalLLMHOCTP.
TrK-101 4000 R 7.75  16.03.10  18.03.10/ 11.03.14 5.0 53.9 98.51 -0.09 691 98.51 98.80 11.43 3.92 0.40 aHepreTuka
TrK-102 5000 R 1699 05.01.10 11.07.11 01.07.14 210 @ 57.7 106.04 | -0.71 122 500 106.00 106.99 13.29 7.99 1.36 aHepreTuka
TrK-10 061 3000 R 760 17.12.09 17.06.10 85 95.10 90.21 100.00 15.77 3.98 0.59 aHepreTuka
TrK-10 062 5000 R 9.75  10.02.10  12.02.10/ 06.02.13 4.0 40.7 99.73 92.50 99.00 10.59 4.88 0.32 aHepreTuka
TrK-4 06.1 5000 R 760 03.12.09 09.06.10/ 31.05.12 8.0 32.3 96.00 10 96.00 96.59 14.25 3.95 0.57 aHepreTuka
TrK-6MnB-1 2000 R 1200 24.11.09 26.02.10, 21.0212 5.0 29.0 99.64 0.14 99.00 100.29 13.28 3.00 0.34 aHepreTuka
TrK-8 01 3500 R 880 12.11.09 10.05.12 31.6 aHepreTuka
TepHa-® 02 1500 R 1200 06.11.09 17.11.09 041111 1.0 25.3 NpOW3BOACTBO
TexWHecT-1 2000 R 2400 26.11.09 01.06.10, 26.05.11 8.0 19.9 TOproens
TexHukonb® 3000 R 17.00 11.03.10 16.09.10, 07.03.12 120 @ 295 99.81 0.31 97.00 100.70 17.57 8.49 0.77 NpoM3BOACTBO
TMK-03 o6n 5000 R 960 16.02.10  16.02.10/ 15.02.11 4.0 16.6 99.50 0.15 150 99.00 99.50 11.26 4.81 0.33 /B1/B NpoM3BOACTBO
THUKOMb-d1 1500 R 10.00 11.11.09 11.11.09 12 NpoM3BOACTBO
TOAIM-®uHO1 2000 R 10.12.09 10.12.09 22 yenyru
TonkHura-2 1500 R 20.00 10.12.09 10.12.09  09.12.10 2.0 143 74.00 50.01 98.00 | 466.83 13.48 0.03 TOproens
TpaHcKoHT1 3000 R 16.50 02.03.10 12.03.10/ 26.02.13 5.0 413 102.35 31000 102.35 102.65 9.97 8.04 0.39 BB+/Ba2/ TpaHcnopT
TpancKpen1 3000 R 729 15.12.09 15.06.10 8.4 97.41 95.81 98.99 11.56 3.73 0.60 /Ba1/BB GaHku
TpatcKpen2 3000 R 1500 15.12.09 231210 12.06.12 150 @ 327 103.35 | 0.10 71001 102.60 104.00 11.98 7.24 0.99 /Ba1/BB GaHku
TpancKpend 5000 R 999 07.01.10 19.01.10/ 07.07.11 4.0 213 99.57 -0.23 65 000 99.55 99.85 10.57 5.00 0.26 /Ba1/BB GaHku
TpaHcmalw-2 3000 R 17.00 11.02.10  17.02.10/ 10.02.11 4.0 16.4 101.25 101.25 101.30 12.94 8.37 0.33 MaLLMHOCTP.
TpaHcHedTb-01 35000 R 13.75 | 24.05.10  20.05.15 13.05.19 68.0 @ 116.9 | 100.66 100.40 100.75 13.52 13.62 3.60 /Baa1/BBB cbipbe

TTC 01 1000 R 16.00 10.11.09  09.02.10/ 17.08.10 4.0 105 TOproens
TioMeHaHpr2 2700 R 7.70 01.04.10 02.04.10/ 29.03.12 6.0 30.2 98.08 98.00 98.20 12.14 3.91 0.44 aHepreTuka
YIMK-Y3aMo1 3000 R 825  02.03.10 09.03.10/ 28.02.12 5.0 29.2 MeTannyprus
YMMO 2 4000 R 1225 17.12.09 17.12.09 24 93.97 0.47 2493 93.26 94.20 51.66 6.50 0.13 MalLLMHOCTP.
YMMO 3 3000 R 18.00 17.12.09 24.06.10 14.06.12 9.0 32.8 MaLLMHOCTP.
YpanBar302 3000 R 18.00 31.03.10  04.04.10/ 05.10.10 6.0 122 95.00 MaLLMHOCTP.
Ypan/iL-01 1000 R 10.00  28.10.09 28.10.09 0.8 93.38 91.96 98.00 210.63 5.54 0.02 (buHaHCbI
Ypancu6IiK1 2700 R 18.00 23.12.09 23.06.10/ 29.12.10 9.0 15.0 100.78 100.02 100.90 17.36 8.91 0.57 B+// (puHaHCbI
Ypancu6lK2 5000 R 1299 21.01.10 21.01.10, 21.07.11 4.0 21.8 98.50 -0.10 10010 98.37 98.70 19.00 6.58 0.25 B+// (buHaHCbI
Ypancu6liK3 1500 R 1750 25.02.10  01.09.10, 23.02.12 11.0 @ 29.0 100.50 3 100.01 100.50 17.20 8.68 0.74 B+// (buHaHCbI
Ypancu6lK4 2000 R 1750 21.01.10 27.01.10 19.01.12 4.0 27.9 100.17 100.00 100.50 16.37 8.71 0.27 B+// (pUHaHCbI
Ypancu6IKs 3000 R 1750 21.01.10 27.01.10, 19.01.12 4.0 27.9 100.18 100.25 100.50 16.34 8.71 0.27 B+// (buHaHCbI
YPCABaHk 5 3000 R 10.05 20.10.09 18.10.11 24.8 94.40 0.40 4 94.40 95.40 13.71 5.31 1.58 B+/Ba3/ GaHku
YPCABaHk 7 5000 R 840 21.01.10 26.01.10/ 19.07.12 4.0 33.9 99.01 -0.17 98.90 99.60 11.60 4.23 0.28 B+/Ba3/ GaHku
YPCABaHk 8 10000 R 15.00 15.10.09  15.04.10/ 09.04.15 6.0 67.1 100.79 13.82 742 043 B+/Ba3/ GaHku

YpCW cep06 2000 R 13.00 19.11.09 23.11.09, 17.11.11 20 25.8 B+//B+ Tenekom
YpCW cep07 3000 R 16.00 16.03.10  18.03.10/ 13.03.12 5.0 29.7 102.58 101.88 103.70 10.00 7.78 0.41 B+//B+ Tenekom
YpCW cep08 2000 R 960 07.10.09 12.04.10/ 03.04.13 6.0 425 99.37 10.92 4.82 0.44 B+//B+ Tenekom
YdpaoitnOn-1 1500 R 13.00 15.10.09 15.04.10 6.4 85.00 TOproens
®CK EQC-02 7000 R 825 22.12.09 22.06.10 8.7 99.10 60 000 98.85 99.90 9.78 4.15 0.63 /Baa2/BBB aHepreTuka
OCK EQC-04 6000 R 7.30 08.10.09 06.10.11 244 93.34 -0.16 11.41 3.90 1.64 /Baa2/BBB aHepreTuka
®CK EQC-05 5000 R 720 01.12.09 01.12.09 19 100.10 | 0.05 47 000 100.00 100.10 6.57 3.59 0.15 /Baa2/BBB aHepreTuka
XK® BaHk-2 3000 R 17.50 10.11.09 11.05.10 7.3 101.77 | -0.38 2000 101.91 102.17 14.73 8.57 0.49 /Ba3/B+ GaHku

XK® BaHk-3 3000 R 15.00 17.12.09 18.03.10/ 16.09.10 5.0 115 100.74 424 100.65 101.00 13.93 371 0.39 /Ba3/B+ GaHku

XK® bank-4 3000 R 13.00 14.10.09  14.10.09/ 12.10.11 0.0 24.6 100.11 1000 100.00 100.11 8.61 3.24 0.02 /Ba3/B+ GaHku

XK® BaHk-5 4000 R 15.00 21.10.09 26.04.10 17.04.13 7.0 43.0 100.75 100.50 101.00 13.88 3.71 0.46 /Ba3/B+ GaHku
X-MCrpoitP1 3000 R 18.00 14.10.09  28.04.10/ 13.10.10 7.0 124 100.00 23600 90.00 100.00 17.49 8.98 0.44 CTPOUTENLCTBO
X-MCrpoiiP2 2000 R 1400 12.01.10 26.01.10, 12.07.11 4.0 215 100.00 | 0.01 95.41 100.00 12.49 6.98 0.27 CTPOUTENLCTBO
LleHTp-uHB1 1500 R 16.00 11.11.09 11.11.09 1.2 100.63 100.40 100.65 9.53 7.97 0.09 B1/ GaHku
LleHTp-nHB2 3000 R 16.00 29.12.09  02.07.10/ 24.06.14 9.0 574 100.82 100.65 101.00 15.04 791 0.61 B1/ GaHku
LlentpTen-5 3000 R 9.30 02.03.10 30.08.11 231 95.55 -1.72 900 97.00 97.30 13.30 4.85 1.16 BB+ Tenekom

LIYH 02 06n 1000 R 11.75  20.01.10 20.01.10 3.6 92.50 0.50 165 92.01 94.00 45.10 6.33 0.20 B CTPOUTENLCTBO
Yepkusoso1 2000 R 17.00 01.12.09 04.12.09, 31.0511 20 20.1 99.62 99.60 103.00 18.92 8.51 0.14 notpe6. ToB.
YTn3 0106 3000 R 950  16.12.09 16.06.10 85 87.49 29 86.90 87.49 33.02 541 0.50 B1/ NpoM3BOACTBO
YTM3 0306 8000 R 10.00 27.10.09  27.10.09/ 21.04.15 1.0 67.5 95.49 -0.31 1651 94.20 95.40 66.37 5.22 0.04 /B1/ NpoM3BOACTBO
LLlancKan1 1000 R 23.12.09 22.06.11 20.8 3.00 892 2.60 3.00 675.11 0.22 TOproens
JitptOHMoH01 1500 R 11.00  10.11.09 10.11.09 12 TpaHcnopT
JitptOHPPA01 2000 R 17.12.09 16.12.10 14.6 5.14 0.27 10.00 TpaHcnopT
OMAnbsiHe 1 2000 R 18.00 08.01.10  13.07.10/ 08.07.11 9.0 214 MaLLMHOCTP.
OHeproCr-1 1500 R 1475 20.11.09  25.11.09, 20.05.11 2.0 19.7 aHepreTuka
OHeprLleHT 3000 R 25.00 07.01.10 08.07.10 9.2 50.00 35 35.77 49.99 21925 | 24.93 0.21 aHepreTMka
Q0KO0-02 06 1500 R 18.00 22.01.10 22.01.10 36 95.00 notpe6. ToB.
ONKONH1 1000 R 10.00 21.10.09 28.04.10 6.8 (buHaHCbI
tOHuacTpym2 1500 R 16.00  18.10.09 19.04.10 6.5 101.30 GaHku
FOHUMMnK 01 2000 R 14.00  09.03.10 06.09.11 234 99.70 95.00 100.00 14.67 7.00 151 notpe6. ToB.
tOHuTaiin-01 1500 R 18.00 23.12.09 25.06.10, 22.06.11 9.0 20.8 99.96 54.91 97.99 18.58 8.98 0.57 npou3BOACTBO
OTK-03 06. 3500 R 8.00 10.10.09 10.10.09 0.2 99.95 11.89 4.01 0.01 /B1/B Tenekom
OTK-04 06. 5000 R 10.00  09.12.09 09.12.09 22 99.95 -0.05 40 853 99.95 100.10 10.65 249 0.16 /B1/B Tenekom
FOTK-05 06. 2000 R 755 0212.09 04.06.10, 30.05.12 8.0 32.3 97.10 96.01 98.99 12.50 3.88 0.57 /B1/B Tenekom
t0Taiip-® 03 2000 R 16.00 15.12.09  18.12.09/ 14.1210 2.0 145 TpaHcnopT

AkyTekaH02 1200 R 17.00 11.03.10 22.03.10, 08.03.12 6.0 295 101.02 | 077 300 101.05 38.37 8.39 0.33 BB/ aHepreTuka
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BalukopT606 1500 R 8.02 01.12.09 30.11.10 14.0 96.94 96.50 97.50 11.19 413 0.98 /Ba1/BB+ MyHULMNanbHbIA
Bonrorp061 700 R 9.00 17.12.09 17.06.10 85 BB//BB- MyHULMNanbHbIi
BonrorpO64 1000 R 795 17.11.09 15.05.12 31.8 88.29 @ -3.71 89.00 94.00 15.39 4.49 1.55 BB//BB- MyHULMNanbHbIA
BopoHex063 500 R 1025 28.12.09 27.06.11 21.0 95.99 30 93.96 96.00 13.49 5.32 1.31 MyHULMNAnbHbIA
VipkO6n31-1 1500 R 8.00 17.12.09 17.12.09 24 99.60 2 98.56 10.41 2.00 0.18 1B+ MyHULMNanbHbIA
VpkO6n31-3 3000 R 6.75  25.11.09 241110 13.8 96.40 1658 95.51 96.40 13.30 242 0.54 1B+ MyHULMNanbHbIA
VpkO6n31-4 1200 R 725 20.01.10 26.05.10 7.8 96.50 899 91.38 13.65 243 0.56 1B+ MyHULMNANbHbI
VpkO6n31-5 2200 R 820 24.10.09 26.10.11 25.0 94.11 91.00 95.50 14.45 291 0.89 1B+ MyHULMNanbHbIA
VipkO6n31-6 3800 R 920 23.11.09 22.11.12 38.1 90.57 87.00 96.00 16.87 2.78 125 1B+ MyHULMNanbHbIA
KanyxO6n-2 1300 R 8.50  30.11.09 29.08.11 23.1 92.52 90.01 94.00 14.21 2.29 1.34 BB-// MyHULMNanbHbIA
Kanyx06n-3 1000 R 9.15  02.12.09 29.11.12 384 89.23 88.00 89.89 14.32 2.56 218 BB-// MyHULMNanbHbIA
KanyxO6n-4 1500 R 1021 30.12.09 26.06.13 453 92.50 85.00 100.00 15.63 275 145 BB-// MyHULMNanbHbIA
Kapenus 11 800 R 990 12.11.09 10.05.12 31.6 93.25 89.00 97.50 15.77 5.29 112 BB-// MyHUL@nanbHbIi
Kapenus 12 1000 R 19.05 03.12.09 02.06.11 20.2 106.40 = -0.05 15 106.40 106.45 13.86 4.46 0.96 BB-// MyHULananbHbIA
Kapenus 2 1000 R 787 15.10.09 14.04.11 185 97.00 19.20 98.00 11.28 4.04 0.85 BB-// MyHULMNanbHbIA
KOMMW 68 06 700 R 11,50 14.10.09 14.10.10 125 96.52 1 96.52 99.50 14.80 5.97 0.82 BB/Ba2/ MyHULMNanbHbIA
KOMW 78 06 1000 R 9.00 23.11.09 221113 50.3 86.75 88.00 90.00 13.49 5.23 2.67 BB/Ba2/ MyHULMNanbHbIA
KOMM 88 06 1000 R 750 05.03.10 03.12.15 75.0 7190 @ -535 74.00 79.20 14.98 5.20 3.82 BB/Ba2/ MyHULMNanbHbIA
KpacHoaKp2 1500 R 7.00 18.12.09 14.12.12 38.9 92.00 BB//BB MyHULMNanbHbIA
leH06n-206 800 R 14.01  09.12.09 08.12.10 143 100.19 100.00 104.00 14.26 6.97 0.94 BB//BB MyHULMNanbHbIA
leH06n-306 1300 R 1225 11.12.09 05.12.14 62.9 97.00 2.00 10 000 97.01 98.85 13.20 6.30 3.38 BB//BB MyHULMNanbHbIA
Mrop38-06 5000 R 10.00  26.12.09 26.12.10 14.9 100.01 1 100.01 101.29 10.21 5.01 1.05 BBB/Baa1/BBB | MyHuLynanbHbii
Mrop39-06 4800 R 8.00 21.01.10 21.07.14 58.3 85.34 = -0.16 86.51 87.80 12.07 4.73 3.51 BBB/Baa1/BBB | MyHULynanbHbIi
Mrop41-06 5000 R 8.00 30.01.10 30.07.10 9.9 99.45 0.15 1000 98.92 100.10 8.88 4.06 0.73 BBB/Baa1/BBB | MyHULynanbHbii
Mrop44-06 5000 R 8.00 24.12.09 24.06.15 69.6 83.14 0.39 177 450 82.80 84.00 12.01 4.82 4.00 BBB/Baa1/BBB | MyHuLynanbHbIi
Mrop45-06 15000 R 8.00 27.12.09 27.06.12 33.2 93.15 0.05 188 153 93.20 94.50 11.26 4.31 219 BBB/Baa1/BBB | MyHuLynanbHbii
Mrop49-06 25000 R 8.00 14.12.09 14.06.17 93.6 80.50 1.87 23256 79.33 80.50 11.62 4.98 4.96 BBB/Baa1/BBB | MyHuLunanbHbii
Mrop50-06 15000 R 8.00 18.12.09 18.12.11 26.8 95.00 0.39 270 000 94.75 95.20 10.87 4.22 1.81 BBB/Baa1/BBB | MyHuLynanbHbii
Mrop54-06 15000 R 8.00 05.03.10 05.09.12 35.5 93.00 0.55 5203 92.60 93.99 10.98 4.27 2.37 BBB/Baa1/BBB | MyHULynanbHbii
Mrop56-06 20000 R 8.00 22.03.10 22.09.16 84.8 81.15 1.85 81484 81.15 82.29 1.77 4.89 4.75 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop58-06 15000 R 10.00  01.12.09 01.06.11 20.1 100.20 = 0.49 17 344 99.75 100.20 10.23 249 1.39 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop59-06 15000 R 10.00  15.12.09 15.03.10 54 100.68 = 0.08 196 000 100.50 100.68 8.67 248 0.40 BBB/Baa1/BBB | MyHuULnanbHbIi
Mrop61-06 15000 R 15.00  03.12.09 03.06.13 446 11220 119 72000 112.20 112.50 11.37 3.33 261 BBB/Baa1/BBB | MyHuLynanbHbii
Mrop62-06 20000 R 16.00  08.12.09 08.06.14 56.9 110.50 = 1.00 1542 877 110.01 110.50 11.62 3.61 3.12 BBB/Baa1/BBB | MyHuLynanbHbii
Mrop63-06 15000 R 15.00  10.12.09 10.12.13 50.9 11151 © -049 113.20 114.89 12.00 3.35 2.87 BBB/Baa1/BBB | MyHuULynanbHbii
Moc.06n.58 12000 R 10.00  30.03.10 30.03.10 59 98.75 0.55 30410 98.50 98.75 13.15 5.05 0.43 /B3/oTo3BaH MyHULMNanbHbIA
Moc.06n.68 12000 R 9.00 20.10.09 19.04.11 18.7 92.05 @ -0.85 52 92.15 92.94 15.53 4.88 1.22 /B3/oTo3BaH MyHULMNanbHbIRA
Moc.o6n.78 16000 R 8.00 21.10.09 16.04.14 55.1 79.05 1.05 26 950 78.90 79.90 14.98 5.05 3.16 /B3/oTo3BaH MyHULMNanbHbIA
Moc.06n.88 10000 R 9.00 15.12.09 11.06.13 448 88.71 0.09 156 590 88.71 88.90 15.03 5.06 1.92 /B3/oTo3BaH MyHULMNanbHbIA
Moc.06n.98 33000 R 18.10  16.11.09 15.03.12 29.7 | 104.50 4940 104.50 105.48 15.38 8.07 1.23 /B3/oTo3BaH MyHULMNanbHbIA
HuropO6n3 2000 R 820 22.10.09 20.10.11 24.8 95.00 95.00 13.30 4.30 0.90 BB/Ba2/ MyHULMNanbHbIA
HuxropO6n4 2700 R 850 27.11.09 17.11.12 38.0 95.40 100 001 95.50 11.74 4.42 129 BB/Ba2/ MyHULMNanbHbIA
003 25057 40817 R 740 21.10.09 20.01.10 36 100.00 94 750 99.97 100.04 7.60 1.84 0.27 BBB+/Baa2/BBB | roc. Gymaru

003 25059 41000 R 6.10  21.10.09 19.01.11 15.7 95.44 995 381 95.76 96.47 10.28 1.59 112 BBB+/Baa2/BBB | roc. Gymaru

003 25061 42513 R 580 04.11.09 05.05.10 71 98.89 0.14 1285 137 98.76 99.73 8.00 1.46 0.53 BBB+/Baa2/BBB | roc. Gymaru

003 25064 45000 R 11.90  21.10.09 18.01.12 27.8 104.36 = -0.09 178 714 104.30 104.42 10.11 2.84 1.81 BBB+/Baa2/BBB | roc. Gymaru

003 25065 46000 R 12.00 30.12.09 27.03.13 423 105.25 10 000 105.10 105.90 10.58 2.84 2.63 BBB+/Baa2/BBB | roc. Gymaru

003 25066 40000 R 10.55 07.10.09 06.07.11 213 BBB+/Baa2/BBB | roc. Gymaru

003 25067 39517 R 11.30  21.10.09 17.10.12 36.9 103.00 = 0.08 2243 269 103.00 103.29 10.53 2.32 2.33 BBB+/Baa2/BBB | roc. Gymaru

003 25068 44817 R 1200 24.02.10 20.08.14 59.3 105.20 = 0.70 433502 104.95 105.49 10.88 5.69 3.44 BBB+/Baa2/BBB | roc. Gymaru

003 25070 10000 R 10.00 31.03.10 28.09.11 241 100.24 = 0.02 800 000 100.24 100.70 10.10 4.97 1.67 BBB+/Baa2/BBB | roc. Gymaru

003 26198 42117 R 6.00 03.11.09 02.11.12 37.5 88.15 9600 88.15 88.73 10.71 6.81 2.46 BBB+/Baa2/BBB | roc. ymaru

003 26199 40291 R 6.10  14.10.09 11.07.12 33.7 90.40 65170 90.30 90.66 10.51 1.68 2.28 BBB+/Baa2/BBB | roc. Gymaru

003 26202 10000 R 1120 23.12.09 17.12.14 63.3 102.50 = 0.40 105798 102.30 102.50 10.99 2.72 3.62 BBB+/Baa2/BBB | roc. Gymaru

003 46002 62000 R 8.00 10.02.10 08.08.12 34.6 96.12 = -0.09 20 000 96.10 96.76 10.36 4.15 1.75 BBB+/Baa2/BBB | roc. Gymaru

003 46003 18649 R 10.00 13.01.10 14.07.10 9.4 100.91 39 500 100.50 103.51 8.91 4.94 0.69 BBB+/Baa2/BBB | roc. Gymaru

003 46014 58290 R 8.00 10.03.10 29.08.18 108.3 || 89.50 128 89.50 89.88 10.90 4.46 2.87 BBB+/Baa2/BBB | roc. Gymaru

003 46017 80000 R 8.00 11.11.09 03.08.16 83.1 81.99 = -0.62 102 000 82.27 84.20 11.23 243 4.42 BBB+/Baa2/BBB | roc. Gymaru

003 46018 128934 R 8.50 09.12.09 24.11.21 1478 || 77.75 4850 75.74 79.24 11.17 2.72 6.28 BBB+/Baa2/BBB | roc. Gymaru

003 46019 26000 R 31.03.10 20.03.19 115.1 50.00 BBB+/Baa2/BBB | roc. Gymaru

003 46020 116911 R 6.90 10.02.10 06.02.36 320.7 | 64.93 5160 553 62.00 74.00 11.34 5.30 8.46 BBB+/Baa2/BBB | roc. Gymaru

003 46021 9279 R 7.00 17.02.10 08.08.18 1076 | 71.14 71.09 79.00 11.79 491 5.46 BBB+/Baa2/BBB | roc. Gymaru

Mex3aobn2 1000 R 980 27.11.09 26.11.10 13.9 || 100.00 93.50 9.96 4.94 0.55 BB/ MyHULMNANbHbIA
CamapO6n 2 1500 R 6.82 10.12.09 09.09.10 11.3 96.00 1000 95.55 96.50 11.91 1.77 0.81 /Ba1/BB+ MyHULMNaNbHbIA
CamapO6n 3 4500 R 760 12.11.09 11.08.11 225 89.86 120 268 89.80 103.00 14.65 21 1.50 /Ba1/BB+ MyHULMNanbHbIA
CamapO6n 4 5000 R 6.98 23.12.09 20.06.12 33.0 85.75 84.50 87.00 14.01 2.03 2.16 /Ba1/BB+ MyHULMNaNbHbIA
CamapO6n 5 8300 R 9.30 24.12.09 19.12.13 51.2 92.12 0.05 44 497 92.35 94.50 14.52 2.52 1.62 /Ba1/BB+ MyHULMNANbHbIA
CamapO6n 6 2425 R 15.00 13.11.09 10.05.13 438 102.20 101.00 106.80 14.56 3.66 219 /Ba1/BB+ MyHULMNanbHbIA
Caxa(fkyT) 2500 R 795 15.10.09 11.04.13 428 86.88 = -1.82 88.00 88.90 15.10 2.28 1.92 BB//BB- MyHULMNanbHbIA
Caxafikyt-8 2500 R 880 26.11.09 26.05.11 19.9 96.06 96.90 97.95 13.66 2.28 0.85 BB//BB- MyHULMNaNbHbI
Tomek 1 500 R 875 19.11.09 20.05.10 76 96.49 0.29 40 96.00 96.49 15.36 2.26 0.52 MyHULMNanbHbIA
Tomck.06-4 1001 R 7.00 26.12.09 26.12.11 271 93.62 0.32 4341 93.62 94.08 13.38 3.75 0.98 11B- MyHULananbHbIi
Tomck.06-5 1400 R 8.00 17.12.09 17.12.12 39.0 98.49 98.40 98.69 7.93 4.07 2.05 //B- MyHULananbHbIi
Tomck.06-7 2500 R 13.75 27.11.09 27.11.13 50.5 || 100.01 13.60 347 1.56 11B- MyHULananbHbIi
YamypTus-2 1500 R 840 17.01.10 15.07.12 33.8 84.91 85.00 88.32 15.83 4.99 212 MyHULMNanbHbIA
Y®A-200606 500 R 840 18.12.09 18.12.09 25 99.47 97.90 11.28 4.21 0.18 1B+ MyHULMNanbHbIA
Yysawms-05 1000 R 785 04.12.09 05.06.11 20.3 93.64 92.00 12.54 4.18 1.38 /Ba2/ MyHULMNANbHbIMA
Yysawwms-06 1000 R 7.74 1 20.10.09 17.04.12 30.8 90.00 1578 87.00 12.54 2.14 2.03 /Ba2/ MyHULMNANbHbIA
Yysawmsa-07 1000 R 9.66  08.12.09 04.06.13 44.6 90.99 1 87.00 91.00 13.30 2.65 243 /Ba2/ MyHULMNANbHbIA
FAkyT-06 06 2000 R 10.00 12.11.09 13.05.10 7.3 99.44 99.06 101.00 11.81 251 0.38 BB//BB- MyHULMNANbHbIA
AkyT-07 06 2500 R 780 22.10.09 17.04.14 55.2 86.00 1.00 60311 84.01 86.00 13.82 2.26 244 BB//BB- MyHULMNAnbHbIA
ApO6n-06 2000 R 7.00 20.10.09 19.04.11 18.7 94.50 12 000 95.90 12.83 3.69 0.88 BB-// MyHULMNANbHbIA
ApO6n-07 3500 R 6.75 29.12.09 30.03.10 59 98.79 |« -0.01 9850 98.25 98.80 10.26 1.70 0.36 BB-// MyHULMNanbHbIA
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Absolut Bank-10 175§ 913 30.03.10 30.03.1C 59 | 10255 | 0.00 3.78 445 0.48 A-/Baa3/ GaHkmn
Ak bars-10 250 § 825  28.12.09 28.06.1C 89 | 10067 & 0.01 7.21 4.10 0.69 BB/Ba3/ GaHku
Ak bars-11 300 § 9.25  20.12.09 20.06.11 208 || 9929 | 029 9.69 4.66 1.51 BB/Ba3/ GaHkun
Alfa-Bank-09 400 § 7.88  10.10.09 10.10.0¢ 0.2 | 100.03 | 0.15 5.70 3.94 0.01 BB-/Baa2/B+ | GaHku
Alfa-Bank-12 500 § 820  25.12.09 25.06.12 331 | 9752 | 0.07 9.24 420 2.33 BB-/Baa2/B+ | GaHku
Alfa-Bank-13 400 $ 925 241209 24.06.11 24.06.1%| 21.0 = 453 || 100.16 | 0.71 9.13 4.62 1.52 BB-/Baa2/B+ | GaHku
Alfa-Bank-15 225§ 863  09.1209 09.12.10  09.12.1f 14.0 = 752 BB-/Baa2/B+ | GaHku
Alfa-Bank-17 300 § 864 220210 220212 220217 29.0 = 899 BB-/Baa2/B+ | GaHku
Alrosa-14 500 § 888  17.11.09 17.11.14 623 | 9814 | 042 9.33 452 3.89 B/Ba3/BB Chbipbe
Bank St-Petersburg-09 125 § 950 25.11.09 25.11.0¢ 1.7 B/Ba3/ GaHku
Bank TuranAlem-09 100 § 988  21.12.09 21.12.0¢ 26 50.00 81519 | 9.88 0.04 B-B1/ GaHKu
BoM-09 RUB 5000 R 725  25.11.09 25.11.0¢ 17 BBB/Baat/ GaHkun
BoM-10 300 § 7.38  26.11.09 26.11.1C 13.9 || 102.63 | -0.01 497 3.59 1.06 BBB/Baat/ GaHkmn
BoM-11CHF 250 C 6.25  04.03.1C 04.03.11 17.2 | 100.0C = -0.64 6.13 6.25 1.32 BBB/Baat/ GaHKun
BoM-13 500 § 7.34 13.11.09 13.05.1% 439 || 100.07 | 0.28 7.31 3.66 3.03 BBB/Baat/ GaHkun
BoM-15 300 § 750 25.11.09 251110 25.11.1E 140 | 747 || 9643 | 0.26 10.90 3.89 1.03 BBB/Baat/ GaHku
BoM-17 400 $ 6.81  10.11.09 10.05.17 925 | 89.80 | 045 8.67 3.79 5.54 BBB/Baa1/ GaHku
Business Alliance-12 8323R 8.88  25.10.09 25.04.12 311 83.50 28.22 2.66 0.84 (bvHaHCbI
Credit Europe Bank-10 250 § 7.50  13.10.09 13.04.1C 6.3 | 101.16 | 0.04 5.22 3.71 0.49 /Bat/ GaHku
DON-Stroy-10 CLN 150 § 10.00  01.11.09 01.11.1C 13.1 CTPOUTENbCTBO
Energomash-10 150 § 950 05.04.10 05.04.1C 6.1 MaLLUHOCTP.
EURDEV-14 500 § 7.38  29.03.10 29.09.14 60.7 | 103.05 0.36 6.65 3.58 413 BBB/A3/BBB GaHkm
Eurochem12 300 § 7.88) 21.03.10 21.09.12 36.1 BB-//BB- XMMUs
Evraz-13 1050 § 8.88 24.10.09 24.04.12 432 | 9825 | 200 9.46 4.52 2.86 BB-/B1/B+ meTannyprus
Evraz-15 750 § 825 10.11.09 10.11.18 742 BB-/B1/B+ meTannyprus
Evraz-18 550 § 950/ 24.10.09 24.04.1€ 104.1 BB-/B1/B+ meTannyprus
Gallery-13 CLN 175§ 1043 12.12.09 12.05.1% 438 [Caal/D Chblipbe
Gazbank-10 CLN 100 § 9.75  16.11.09 17.05.1C 7.5 B2/ GaHkmn
Gazprom-09 700 § 1050 21.10.09 21.10.0¢ 0.5 | 100.31 | -0.01 343 5.23 0.04 /Baa1/BBB Cblipbe
Gazprom-10 1000 € 780 27.09.10 27.09.1C 119 | 10492 = 0.1 2,62 743 0.96 BBB-/Baa1/BBB | cbipbe
Gazprom-10 JPY 20000 Y 263 15.11.09 15.11.1C 13.5 BBB/Baa1/BBB | [cblpbe
Gazprom-11 CHF 500 C 9.00 23.04.10 23.04.11 18.8 BBB-/Baa1/BBB | cbipbe
Gazprom-12 1000 € 456, 09.12.09 09.12.12 38.7 | 100.66 = 0.17 428 453 2.86 BB+/Baa1/BBB | cbipbe
Gazprom-12 JPY 30000 Y 289 15.11.09 15.11.12 379 BBB/Baa1/BBB | [cblpbe
Gazprom-13 1750 § 963 01.03.10 414 | 11132 | 004 5.90 4.32 2.90 /Baa1/BBB Cbipbe
Gazprom-13 GBP 800 G 6.58  31.10.09 496 || 99.80 = 0.25 6.52 6.59 3.38 BBB/Baa1/BBB | cbipbe
Gazprom-13-2 12228 451 22.01.10 46.2 | 10313 | -0.14 3.61 2.18 345 BBB/Baa1/BBB | [cblpbe
Gazprom-13-5 400 § 734 11.10.09 428 | 106.37 | 0.21 5.33 345 2.99 BBB/Baa1/BBB | [cblpbe
Gazprom-13-6 500 $ 751 31.01.10 465 | 10643 | 0.27 5.61 3.53 3.28 BBB/Baa1/BBB | [cblpbe
Gazprom-14 780 € 503  25.02.10 535 || 99.36 | 0.16 5.12 5.06 3.83 BBB/Baa1/BBB | [cblpbe
Gazprom-14_07_31 1250 $ 813  31.01.10 58.7 || 107.24 = 034 6.47 3.87 3.92 BBB/Baa1/BBB | [cbipbe
Gazprom-14-2 700 € 536 31.10.0¢ 61.7 98.52 0.33 5.62 5.44 4.23 BBB/Baa1/BBB | [cblpbe
Gazprom-15 1000 € 588  01.06.10 68.8 || 9940 = 0.31 591 591 4.74 /Baa1/BBB Cbipbe
Gazprom-15_02_04 850 € 813 04.02.10 64.9 | 10968 = 0.13 461 382 439 BBB/Baa1/BBB | cbipbe
Gazprom-16 1350 § 621 22.11.09 86.8 | 9647 | 049 6.84 322 5.52 BBB-/Baa1/BBB | cbipbe
Gazprom-17 500 € 514 22.03.10 908 || 94.06 & 0.22 6.05 5.46 5.99 BBB-/Baa1/BBB | cbipbe
Gazprom-17-2 500 € 544 02.11.09 983 || 9397 | 0.16 6.32 5.79 6.16 BBB/Baa1/BBB | [cblpbe
Gazprom-18 1200 € 6.61  13.02.10 101.8 || 99.84 | 0.32 6.52 6.62 6.22 BBB/Baa1/BBB | cbipbe
Gazprom-18-2 1100 § 815  11.10.09 103.7 || 106.01 | 0.39 7.19 3.84 5.94 BBB/Baa1/BBB | [cblpbe
Gazprom-19 2250 $ 925/ 231009 23.04.12 116.2 BBB/Baa1/BBB | [cblpbe
Gazprom-20 1250 § 720/ 01.02.10 125.7 || 103.52 | 047 6.08 348 3.10 BBB/Baa1/BBB+ | cbipbe
Gazprom-22 1300 § 6.51| 07.03.10 1512 1| 9226 | 0.59 7.48 3.53 8.18 BBB-/Baa1/BBB | cbipbe
Gazprom-34 1200 863 28.10.09 28.04.34 299.0 /Baa1/BBB Cbipbe
Gazprom-37 1250 § 729/ 16.02.10 16.08.37 3392 | 9471 020 7.75 3.85 11.35 BBB/Baa1/BBB | [cbipbe
Gazprombank-10 CHF 500 C 6.53  13.02.10 13.08.1C 10.4 /Baa2/BBB- GaHku
Gazprombank-10 RUB 10000 R 725 22.02.10 22.02.1C 4.7 /Baa2/BBB- GaHku
Gazprombank-10-2 700 $ 365 11.01.10 06.04.1C 6.1 /Baa2/BBB- GaHku
Gazprombank-11 300 $ 797 15.12.09 15.06.11 206 | 10526 | 3.40 4.70 3.79 1.55 /Baa2/BBB- GaHku
Gazprombank-13 500 § 793 28.12.09 28.06.12 454 || 101.84 @ 027 7.36 3.90 313 /Baa2/BBB- GaHKun
Gazprombank-15 1000 § 6.50) 23.03.10 23.09.1¢ 726 /Baa2/BBB- GaHku
Gazstream-13 647 § 563 22.01.10 22.07.12 46.2 || 101.40 | 0.08 5.21 2.77 3.35 BBB/A3/BBB Cblpbe
HCFB-10 200 § 950 11.10.09 11.04.1C 6.3 99.55 1041 A4T7 0.47 /Ba3/B+ GaHku
HCFB-11 500 § 11.00) 201209 20.12.09 20.06.11 3.0 | 208 | 100.81 6.89 5.46 0.20 [Ba3/B+ GaHku
HCFB-11-2 450 § 1175 11.0210  11.0210 11.08.41 4.0 = 225 | 9719 | 0.01 20.28 6.04 0.32 /Ba3/B+ GaHku
11B-10 150 § 950 12.02.10 12.02.1C 43 99.51 | 0.03 10.88 477 0.34 B/B1/BB- GaHKu
11B-10-2 200 € 9.00  06.07.10 06.07.1C 9.1 97.12 12.70 9.27 0.71 B/B1/BB- GaHku
Income-Lada-10 CLN 408 10.00  20.11.09 20.11.1C 13.7 Toprons
Income-Lada-11 CLN 388 16.00 23.12.09  23.12.09  20.06.11| 3.0 208 Toprons
KuzbasRazrezugol-10 200§ 9.00/ 12.01.10 12.07.1C 9.3 B3/ meTannyprus
KZOSRU-11 200 § 9.25  30.10.09 30.10.11 252 || 67.50 31.84 6.85 1.55 IloTo3BaH Xumus
LenSpetsSMU-12 CLN 100 $ 975/ 26.10.09 26.04.12 31.1 B CTPOUTENCTBO
Loko-Bank-10 100 § 10.00)  01.03.10 01.03.1C 49 B/B2/ GaHku
Lukoil-17 500 § 6.36  07.12.09 07.06.17 934 | 9842 | 033 6.62 3.23 5.86 | BBB-/Baa2/BBB- | (cbipbe
Lukoil-22 500 § 6.66  07.12.09 07.06.22 1543 || 9557 | 1.36 7.19 348 817 | BBB-/Baa2/BBB- | (cbipbe
MBRD-16 60 $ 888 10.03.10 10.03.11  10.03.1€ 17.0 = 783 B+/B1/ GaHku
MDM-10 425 § 777 25.01.10 25.01.1C 3.7 BB/Ba1/BB GaHkun
MDM-11 200 § 9.75  21.01.10 21.07.11 21.8 || 100.32 | 041 9.54 4.86 1.58 BB/Ba1/BB (UHaHCbI
Megafon-09 375§ 800  10.12.09 10.12.0¢ 22 || 101.01 | 0.00 235 3.96 0.18 BB+/Ba2/ Tenexom
Mirax-10 100 $ 13.50  28.11.09 28.05.1C 78 B/B2/ CTPOUTENCTBO
Mirax-11 180 § 945/ 20.03.10 20.03.11 17.7 B/B2/ CTPOUTENbCTBO

MKB-09 100 § 10.25  21.10.09 21.10.0¢ 0.5 B/B1/ GaHkn



Fixed Income Daily 06.10.09 db YPANCUIB | K3NUTAN

PbIHOK eBpooGnuraummn
Bmye 06bem, Kynow, % ToproBblit ﬂlop, PentnHr et
MIH KynoHa | odepTsl oq)p'r 06bem, wr nokynka | npopaxa || odpt Tekyw || NeT FiM/s
EBPOOBNUrALIUK
Moscow-11 374 € 645  12.10.09 12.10.11 246 | 10513 | 0.23 373 6.14 1.81 BBB+/Baa1/BBB+ | MyHuMLMnanbHblit
Moscow-16 407 € 5.06  20.10.09 20.10.1€ 85.7 || 97.06 @ 0.36 5.50 522 5.64 || BBB+/Baa1/BBB+ | MyHuuMnanbHblit
MTS-10 400 $ 838  14.10.09 14.10.1C 125 | 10445 @ 0.04 3.90 4.01 0.95 [Ba2/BB- Tenexom
MTS-12 400 $ 800 28.01.10 28.01.12 282 || 10476 | 041 5.77 3.82 2.07 /Ba2/BB- Tenexom
NKNH-15 200 § 850 221209 221210 221215 150 @ 756 B+/B1/ Xumus
NMTP-12 300 § 700  17.11.09 17.05.12 318 | 9920 | 0.11 7.34 3.53 2.29 [Ba1/BB+ cepBuC
NOMOS-10 200 § 819  02.02.10 02.02.1C 4.0 B+/Ba3/ (UHaHCbI
NOMOS-16 125§ 9.75  20.10.09  20.10.11  20.10.1€ 25.0 @ 857 B+/Ba3/ (UHaHCbI
OAK-10 200 § 10.00)  24.12.09 08.07.1C 9.2 97.49 78.80 5.13 0.53 MauumHocTp.
Petrocom-09-2 425 § 875 17.12.09 17.12.0¢ 24 || 100.99 | 0.00 3.70 433 0.20 /Ba3/B+ (UHaHCbI
ProbusinessBank-10 3000 R 9.75  09.01.10 09.07.1C 9.2 90.00 24.86 542 0.66 Bl (bvHaHCbI
ProbusinessBank-10-2 80§ 1250 18.02.10 18.08.1C 106 || 99.50 13.08 6.28 0.79 Bl (bvHaHCbI
Prodimex-11 CLN 100 $ 10.25  03.04.10 29.09.11 24.1 Toprons
Promsvyazbank-1( 200 § 850  04.10.1C 04.10.1C 121 B+/Ba2/B 6aHku
Promsvyazbank-11 225§ 875  20.10.09 20.10.11 248 || 9959 | 035 8.97 439 1.76 B+/Ba2/B GaHkm
Promsvyazbank-12-2 200 § 9.63  23.11.09 23.05.12 320 | 9693 @ 0.59 10.99 4.96 2.18 B+/Ba2/B GaHkun
Promsvyazbank-13 150 § 1075 15.01.10 15.07.11  15.07.13 220 = 46.0 | 10050 = 0.28 1042 5.35 1.55 B+/Ba2/B GaHKu
Promsvyazbank-18 100 § 1250, 31.01.10 31.01.1€ 101.3 || 97.10 13.78 6.44 4.87 B+/Ba2/B GaHku
Raspadskaya-12 300 § 750 22.11.09 22.05.12 320 | 9860 @ 0.51 8.10 3.80 2.28 /Ba3/B+ Cbipbe
Renaissance-09 250 § 875 17.11.09 17.11.0¢ 14 CCC/Ba3/BB- | baHku
Renaissance-09 RUB 1000 R 1450, 11.10.09 11.10.0¢ 0.2 CCC/Ba3/BB- | GaHku
ROLF-10 CLN 250 § 825  28.12.09 28.06.1C 8.9 75.50 | -1.42 52.62 5.46 0.56 [Caat/BB- ToproBns
Rosbank-12 130§ 9.00 01.01.10 01.07.12 333 | 87.50 14.69 5.14 2.24 A-/Baa3/BB+ | [GaHku
Rosselkhozbank-10 350 § 6.88  29.11.09 29.11.1C 14.0 || 103.92 | -0.06 337 3.31 1.08 BBB+/Baat/ GaHku
Rosselkhozbank-10 CHF 375 C 358  29.03.10 29.03.1C 5.8 99.75 | -0.03 4.04 3.59 0.47 BBB+/Baat/ GaHku
Rosselkhozbank-12 CHF 150 C 6.26  30.04.10 30.04.12 31.3 | 10135 0.85 5.59 6.18 2.33 BBB+/Baat/ GaHKm
Rosselkhozbank-13 700 § 718 16.11.09 16.05.1% 440 || 10384 | 0.38 5.98 3.46 3.08 BBB+/Baat/ GaHkm
Rosselkhozbank-14 750 § 713 14.01.10 14.01.14 521 || 10345 0.23 6.19 344 3.60 BBB+/Baat/ GaHku
Rosselkhozbank-14-2 1000 § 9.00  11.12.09 11.06.14 57.0 | 11119 | 1.01 6.21 4.05 3.76 BBB+/Baat/ GaHKu
Rosselkhozbank-16 500 § 6.97 21.03.10 21.09.11 21.09.1€| 240 = 848 || 96.64 | 029 8.87 361 1.78 BBB+/Baat/ GaHku
Rosselkhozbank-17 1250 § 6.30  15.11.09 15.05.17 926 | 9661 @ 0.39 6.88 3.26 5.78 BBB+/Baat/ GaHku
Rosselkhozbank-18 1000 § 775 29.11.09 29.05.1€ 105.3 || 10521 | 1.55 6.94 368 6.15 BBB+/Baat/ GaHkm
RTM-09 CLN 55§ 15.00)  16.11.09 16.11.0¢ 14 3510 | -0.06 10.92 ToproBns
RTM-11 CLN 125§ 1200 04.12.09 04.03.11 172 ToproBns
Russia-10 2966 $ 825  31.03.10 31.03.1C 59 | 10343 | 0.21 1.15 3.99 049 | BBB+/Baal/BBB |roc. Gymarn
Russia-18 3466 $ 11.00)  24.01.10 24.07.1€ 107.1 || 142.28 | -0.14 5.00 3.86 6.12 | BBB+Baal/BBB |roc. Gymarn
Russia-28 2500 $ 1275 24.12.09 24.06.2¢ 2279 | 17148 | 242 6.23 3.72 9.38 | BBB+/Baa1/BBB |roc. Gymarn
Russia-30 21218$ 750  31.03.10 31.03.3C 2494 1 11198 | 2.01 5.56 3.35 6.04 | BBB+Baal/BBB |roc. Gymarn
RusStandard-10 500 $ 750/ 07.10.09 07.10.1C 12.2 BB-/Ba2/B+ GaHku
RusStandard-10-2 400 $ 849  29.12.09 29.06.1C 8.9 97.58 | 0.10 11.98 435 0.67 BB-/Ba2/BB- GaHkmn
RusStandard-11 350 § 863  05.11.09 05.05.11 192 | 9463 | 0.15 1245 4.56 1.37 BB-/Ba2/BB- GaHKu
RusStandard-1¢ 200 § 888  16.12.0¢ 16.12.1C  16.12.1E| 150 = 754 || 86.58 & 1.88 22.19 5.12 1.02 /Ba3/B GaHkun
RusStandard-16 200 § 9.75  01.12.09 01.12.1€ 87.1 | 81.87 | -046 14.81 5.95 449 BB-/Ba2/BB- GaHku
Sberbank-11 750 § 593 14.11.09 14.11.11 257 || 10401 | 0.04 3.93 2.85 1.93 BBB+/A3/ GaHKu
Sberbank-13 500 § 648  15.11.09 15.05.1% 439 || 10357 | 057 5.38 313 312 BBB+/A3/ GaHku
Sberbank-13-2 500 § 647 02.01.10 02.07.1% 455 || 103.57 | 0.80 5.40 312 3.25 BBB+/A3/ GaHku
Sberbank-15 1000 § 623  11.02.10 11.0210 11.02.1E| 40 & 652 || 99.82 | 0.18 6.73 312 0.34 BBB+/A3/ GaHKu
Severstal-13 1250 § 9.75  29.01.10 29.07.12 464 || 10211 | 0.71 9.08 477 3.09 B+/Ba3/BB- Cblpbe
Severstal-14 375§ 9.25  19.10.09 19.04.14 55.2 | 102.32 | 0.95 8.62 4.52 3.51 B+/Ba3/BB- Cbipbe
SeverstalTrans-10 CLN 175 § 850 22.12.09 22.06.1C 8.7 [Ba3/ TpaHcnopT
Sibirtelecom-11 CLN 90§ 7700 241009 24.1009 24.0411 1.0 | 189 B+// Tenexom
SINEK-15 250 § 770 03.02.10 03.08.1¢ 709 | 90.87 | -17.05 9.79 4.24 4.46 /Bat/ (UHaHCbI
Sisfin-11 350 § 888  28.01.10 28.01.11 16.0 || 104.01 = 0.27 5.65 427 1.22 /Ba3/B+ Tenexom
Soyuz Bank-10 125§ 9.38  16.02.10 16.02.1C 45 B2/B GaHku
Tatfondbank-10 0§ 9.75  26.10.09 26.04.1C 6.8 99.09 | 0.02 11.46 4.92 0.51 B2/ (UHaHCbI
Tekhnosila-10 CLN 100 $ 975/ 03.01.10 03.07.1C 9.0 Toprosns
TMK-11 600 § 10.00)  29.01.10 29.07.11 221 | 10096 = 0.95 9.40 4.95 1.60 [B1/BB- npoK3BOACTBO
TNK-11 500 § 6.88  18.01.10 18.07.11 21.7 | 101.70 | 0.18 5.85 3.38 1.64 /Baa2/BB+ Cbipbe
TNK-12 500 § 613 20.03.10 20.09.12 360 | 9976 @ 0.18 6.21 3.07 2,66 BBB-/Ba2/BB+ | cbipbe
TNK-13 600 § 750 13.03.10 13.03.1% 418 || 102.35 | 0.39 6.72 3.66 2.99 BBB-/Ba2/BB+ | cbipbe
TNK-16 1000 § 750  18.01.10 18.07.1€ 826 | 100.01 = 1.05 7.50 3.75 5.16 /Baa2/BB+ cbipbe
TNK-17 800 § 6.63  20.03.10 20.03.17 90.8 | 9475 | 141 7.56 3.50 5.72 /Baa2/BB+ cbipbe
TNK-18 1100 § 7.88  13.03.10 13.03.1€ 102.7 || 100.57 = 1.56 7.78 3.92 6.06 BBB-/Ba2/BB+ | cbipbe
TNT-10 60 $ 9.25  08.12.09 08.12.1C 143 Tenexom
TransCapitalBank-10 175 § 913/ 10.11.09 10.05.1C 72 B2/ GaHku
TransCapitalBank-17 100 $ 10.51  18.01.10 18.07.17 94.8 B2/ GaHku
TransCreditBank-10 400 § 7.00) 16.11.09 16.05.1C 74 /Ba3/BB GaHku
TransCreditBank-11 350 § 9.00/ 23.12.09 25.06.11 20.9 /Ba3/BB 6GaHku
Transneft-12 500 $ 6.10) 27.12.09 27.06.12 332 /Baa1/BBB+ Cbipbe
Transneft-12-2 700 € 538  27.12.09 27.06.12 332 /Baa1/BBB+ Cbipbe
Transneft-13 600 $ 770/ 07.02.10 07.08.12 46.7 /Baa1/BBB+ Cbipbe
Transneft-14 1300 § 567 05.03.10 05.03.14 53.7 /Baa1/BBB+ Cbipbe
Transneft-18 1050 § 870/ 07.02.10 07.08.1¢ 107.6 /Baa1/BBB+ Cbipbe
Trust-10 200 § 938  29.11.09 29.05.1C 79 B-/Caat/ GaHKu
Trust-12 CLN 20§ 1150 06.03.10 06.09.12 356 B-/Caat/ GaHkun
URSA rub 10 5000 R 913 26.02.10 26.02.1C 48 B1/ GaHku
URSA-10 EUR 400 € 700 21.05.10 21.05.1C 76 B+/Ba3/ GaHKm
URSA-11-1 130 § 12.00) 30.12.09 30.12.11 272 B+/Ba3/ GaHku
URSA-11-2 300 € 830 16.11.09 16.11.11 25.7 B+/Ba3/ GaHku

UTK-13 CLN 3500R 9.00/ 041209 04.06.11 040612 200 446 B1/B Tenekom
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PbIHOK eBpooGnuraummn
[ k|| eonwono)
06bem, ToproBblit [op, PentnHr
Beinyck Kynon, % CexTop
ol o o ] Y
EBPOOBNUrALIUK
VEB-1 2000 $ 224 02.12.09 03.06.1C 80 | 100.00 100.00 2.23 1.12 0.65 BBB/Baa1/BBB | [GaHku
Vimpelcom-10 300 § 8.00 11.02.10 11.02.1C 43 102.26 = 0.10 148 391 0.35 Ba2/ Tenexkom
Vimpelcom-11 300 § 838  22.10.09 22.10.11 249 || 10649 | 032 5.00 3.93 1.82 [Ba2/BB+ Tenexom
Vimpelcom-13 1000 § 838 30.10.09 30.04.12 434 /Ba2/BB+ Tenexkom
Vimpelcom-16 600 $ 825 23.11.09 23.05.1€ 80.7 | 10351 149 7.56 3.98 4.93 /Ba2/BB+ Tenexkom
Vimpelcom-18 1000 § 913/  30.10.09 30.04.1¢ 104.3 /Ba2/BB+ Tenexkom
Vostok Express Bank-17 438 11.00  27.12.09 27.06.17 94.1 B3/ GaHku
VTB 24-09 500 § 382 07.12.09 07.12.0¢ 2.1 BBB+/A2/BBB+ | 6aHku
VTB N-W-15 400 $ 6200 29.03.10 29.09.1¢ 728 | 9560 @ 0.10 712 324 4.89 BBB+/Baa2/ GaHkm
VTB-09-3 800 § 480 02.11.09 02.11.0¢ 0.9 99.87 | 0.01 6.61 1.20 0.07 BBB/Baa11/BBB | GaHku
VTB-10 GBP 300 G 6.33  15.03.10 15.03.1C 54 | 10058 | 0.01 4.85 6.30 0.43 BBB/Baa11/BBB | GaHku
VTB-11 450 § 750 12.10.09 12.10.11 246 | 10391 0.3 543 361 1.80 BBB/Baa11/BBB | GaHku
VTB-11-2 1000 € 825  30.06.10 30.06.11 211 | 10462 0.13 5.30 7.89 1.62 BBB/Baa11/BBB | GaHku
VTB-12 1200 § 6.61  30.10.0¢ 30.10.12 374 | 1006z @ 0.04 6.38 3.28 2,67 BBB/Baa11/BBB | GaHku
VTB-12-2 RUB 30000 R 1200, 28.11.09 28.11.12 383 | 99.81 | 0.03 12.06 6.01 246 BBB/Baa11/BBB | GaHku
VTB-15 750 § 6.32  04.02.10 04.02.10 04.02.15| 40 | 649 || 9851 | 0.08 13.30 3.97 0.31 BBB/Baa11/BBB | GaHku
VTB-16 500 € 425 15.02.10 15.02.1€ 775 | 99.92 | 040 422 425 5.45 BBB/Baa11/BBB | GaHku
VTB-18 2000 $ 6.88 28.11.09 28.05.13 29.05.1€| 44.0 = 1053 || 99.44 | 0.39 7.05 3.46 3.10 BBB/Baa11/BBB | GaHku
VTB-35 1000 § 6.25 020110 02.07.15 02.07.35| 70.0 | 3134 | 9417 | 0.20 7.52 3.32 4.63 BBB/Baa11/BBB | GaHku

Zenit-09 200 § 875 27.10.09 27.10.0¢ 0.7 | 100.50 0.55 435 0.06 B/Ba3/ GaHku



Fixed Income Daily a“hvpmcws | KanuTAR

busnec-AenapraMeHT IO onepanyuaM C AOATOBBIMM MHCTPYMEHTAMM

McnonHuTenbHbIN QUPEKTOP, PyKOBoAUTENb AenapTaMeHTa
Bopwuc MH36ypr, GinzburgBl@uralsib.ru

Busnec-6A0K IIPOAQXK B TOPrOBAM

PykoBoauTtenb 6usHec-6noka
Cepren Wemapgos, she_sa@uralsib.ru

YnpaBneHue npoaax YnpaBneHue ToproBnun
Koppapo Tasemuna, aupekTop, taveggiac@uralsib.ru Aungpei bopucos, cT. Tpeigep, bor_av@uralsib.ru
EneHa [doBraHb, cT. BULE-Npe3naeHT, dov_en@uralsib.ru Bsiuecnae Yanos, Tperigep, chalovvg@uralsib.ru

EkaTepuHa 'ybuHa, cT. BuLEe-npe3naeHT, gubinaea@uralsib.ru
Omutpuii Monos., BULe-npe3naeHT, popovdv@uralsib.ru
Kamunna WapadyTavHosa, knueHTckuin MeHeaxep, sharafutdika@uralsib.ru

Busnec-6A0K Mo pEIHKaM AOATOBOTO KAITUTAAQ

ConpoBoxaeHue NPOEKTOB

ApTemuii Camoinos, BuLie-Npe3unaeHT, samojlovaa@uralsib.ru BukTop Opexos, BuLe-npesnaeHT, ore_vv@uralsib.ru
lMo3enb TUMOLLKUHA, HauanbHWK oTAena, tim_gg@uralsib.ru Kcenms XapuTorosa, aHanuTyk, kharitonovko@uralsib.ru
Hatanbs NpuieHkoBa, Bed. cneuumanucT, grischenkovane@uralsib.ru Anekceli HekylumH, aHanuTuk, chekushinay@uralsib.ru

[anuna MNygeima, rn. cneumanucT, gud_gi@uralsib.ru
AnHa Komoga, rn. cneunanuct, komovaav@uralsib.ru

AHaAuTHYECKOE YIIPAaBACHHE

PykoBoauTens ynpaBneHus
KoHcTaHTuH YepHbiwes, che_kb@uralsib.ru

[donroBble 06s13aTenbcTBa TenekommyHukauuu/Megual/
Omutpuii AyakuH, dudkindi@uralsib.ru WUHdopmaLnmoHHble TeXHonorum
[Oenuc MopbiBai, poryvajdv@uralsib.ru KoHcTtaHTuH YepHbiwes, che_kb@uralsib.ru
CtaHucnae BoxeHko, bozhenkosv@uralsib.ru KoHcTaHTuH Benos, belovka@uralsib.ru
Hapgexaa MelpcukoBa, myr_nv@uralsib.ru

MuHepanbHble yao6penusa/MawmHocTpoeHune/TpaHcnopT
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HacToswuii GlonneTeHb npefHasHayYeH UCKMIOYMTENbHO ATt MHGOPMaLMOHHbIX Lieneit. Hu npu kakux o6CTosTenbCTBax 3T0T GlonneTeHb He JOIKeH
1CMonb3oBaTbCA UM paccMaTpuBaThCs Kak ocpepTa Unv npeanoxeHue Aenatb opepTbl. HECMOTPS Ha TO, YTO AaHHbI MaTepuan Gbin NOAroTOBMEH
C MakcMManbHoN TwaTtenbHocTblo, YPAIICUB He gaeT HMkakux NpsiMbiX UK KOCBEHHbIX 3aBEPEHWI UNW rapaHTUn B OTHOLLEHWUW JOCTOBEPHOCTMN
M NOMHOTBI BKINOYeHHOM B GlonneteHb nHdopmaummn. Hu YPATICUB, HY areHTbl KomnaHum unu adunmpoBaHHble nyua He HeCyT HUKaKol OTBEeTCT-
BEHHOCTY 3a NoGble NPsiMble UINN KOCBEHHbIE YOBITKM OT UCMOSIb30BaHUS HacTosLLero GlonneTeHs unu cogepxalleics B HeM MHgopmaLmm.

Bce npaBa Ha 6tonneteHb npuHagnexat OO0 «YPAJICUB Kanutan», u cogepxallasncs B HeM MH(OPMaLUa He MOXET BOCNPOU3BOANTLCS U
pacnpocTpaHsaTbes 6e3 npeaBapUTEeNbLHOrO NMCbMEHHOro paspeluerus. © YPAINICUB Kanutan 2009
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